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HEhE
Ford Motor Co. 0% 15/03/2026 USD 550, 000 552, 113 0.27
552, 113 0.27
SRty — 2
Block, Inc. 0.25% 01/11/2027 USD 575, 000 475, 782 0.23
475, 782 0.23
ATV e LARNT L « LY p—
DraftKings Holdings, Inc. 0% 15/03/2028 USD 935, 000 759, 638 0.37
759, 638 0.37
MSLRFEFES - BEMRED R VX —IeEH
NextEra Energy Partners LP, 144A 2.5% 15/06/2026 USD 2, 645, 000 2, 385, 740 1.17
2, 385, 740 1.17
BFWBET—e 2
Spotify USA, Inc. 0% 15/03/2026 USD 750, 000 662, 753 0. 32
662, 753 0.32
Lo x —Mh
Peloton Interactive, Inc. 0% 15/02/2026 USD 1, 500, 000 1, 168, 484 0.57
1, 168, 484 0.57
FGATHA T A« I —)L/P—E R
CryoPort, Inc., 144A 0.75% 01/12/2026 USD 1, 730, 000 1,379, 218 0. 67
1,379, 218 0. 67
TR AE R TR T AT B & 7,383, 728 3.60
A&
WLZEFH - Bt
Bombardier, Inc., 144A 6% 15/02/2028 USD 2,325, 000 2,274, 674 1.11
Rolls—Royce ple, 144A 5.75% 15/10/2027 UsD 1,510, 000 1,514, 117 0. 74
TransDigm, Inc. 5.5% 15/11/2027 USD 1, 250, 000 1,228, 022 0. 60
5,016, 813 2.45
mizEgY - it — e A
GX0 Logistics, Inc. 1.65% 15/07/2026 USD 625, 000 563, 554 0.27
563, 554 0.27
AN 2:%
Hanesbrands, Inc., 144A 4.875% 15/05/2026 USD 1, 980, 000 1,913,932 0.93
1,913,932 0.93
HEjHL A — 7 —
Ford Motor Credit Co. LLC 3.375% 13/11/2025 UsD 600, 000 573,721 0.28
573,721 0.28
EEERI
Clarios Global LP, 144A 8.5% 15/05/2027 USD 1, 075, 000 1,082, 125 0. 52
Tcahn Enterprises LP 6.375% 15/12/2025 USD 1, 000, 000 980, 873 0.48
Tcahn Enterprises LP 6.25% 15/05/2026 USD 500, 000 477, 651 0.23
Real Hero Merger Sub 2, Inc., 144A 6.25% 01/02/2029 USD 775, 000 671,192 0.33
7F North America Capital, Inc., 144A 6.875% 14/04/2028 USD 1, 025, 000 1, 066, 071 0. 52
4,277,912 2.08
EEE:
Rivian Holdings LLC, 144A 11.493% 15/10/2026 USD 1, 655, 000 1,658, 319 0.81
1,658, 319 0.81
RAKXT Y ) o—
Grifols SA, 144A 4.75% 15/10/2028 USD 1, 750, 000 1, 594, 486 0.78
1, 594, 486 0.78
KB/ NFE
Kohl’s Corp. 4.25% 17/07/2025 UsD 1, 000, 000 976, 783 0.48
976, 783 0.48



i mE /4T 5T Es
CK Fv) (%)
Tl B
AmeriTex HoldCo Intermediate LLC, 144A 10.25% 15/10/2028 USD 560, 000 576, 100 0.28
CP Atlas Buyer, Inc., 144A 7% 01/12/2028 USD 689, 000 600, 656 0.29
New Enterprise Stone & Lime Co., Inc., 144A 5.25% 15/07/2028  USD 1, 000, 000 958, 730 0. 47
2, 135, 486 1.04
‘AT
LPL Holdings, Inc., 144A 4.625% 15/11/2027 USD 1, 750, 000 1, 693, 809 0. 82
1, 693, 809 0. 82
o=z
ASP Unifrax Holdings, Inc., 144A 5.25% 30/09/2028 USD 1, 434, 000 1,037, 354 0.51
HB Fuller Co. 4.25% 15/10/2028 USD 1, 250, 000 1, 170, 230 0.57
International Flavors & Fragrances, Inc., 144A 1.23%
01/10/2025 USD 1, 175, 000 1, 087, 817 0.53
SCIL IV LLC, 144A 5.375% 01/11/2026 USD 600, 000 576, 670 0. 28
Trinseo Materials Operating SCA, 144A 5.375% 01/09/2025 USD 449, 000 390, 960 0.19
4, 263, 031 2.08
P —E A
Alta Equipment Group, Inc., 144A 5.625% 15/04/2026 USD 2, 500, 000 2,422, 877 1.18
AMN Healthcare, Inc., 144A 4% 15/04/2029 USD 500, 000 451, 522 0. 22
Sotheby’ s, 144A 7.375% 15/10/2027 USD 1, 200, 000 1, 158, 346 0. 56
4,032, 745 1. 96
AT —E X - Hih
Allied Universal Holdco LLC, 144A 6.625% 15/07/2026 USD 250, 000 249, 343 0.12
Allied Universal Holdco LLC, 144A 9.75% 15/07/2027 USD 500, 000 489, 398 0.24
Garda World Security Corp., 144A 9.5% 01/11/2027 USD 1, 700, 000 1, 718, 380 0.84
2,457,121 1.20
R - R
Great Lakes Dredge & Dock Corp., 144A 5.25% 01/06/2029 USD 700, 000 602, 620 0.29
Pike Corp., 144A 5.5% 01/09/2028 USD 1, 100, 000 1, 059, 876 0.52
1, 662, 496 0.81
e SRt
Castlelake Aviation Finance DAC, 144A 5% 15/04/2027 USD 730, 000 686, 651 0.33
Ford Motor Credit Co. LLC 4.125% 17/08/2027 USD 4,075, 000 3, 860, 001 1.87
Macquarie Airfinance Holdings Ltd., 144A 8.375% 01/05/2028 USD 900, 000 943, 353 0. 46
5, 490, 005 2. 66
Ball Corp. 6.875% 15/03/2028 USD 1, 000, 000 1, 040, 690 0.51
Canpack SA, 144A 3.125% 01/11/2025 USD 270, 000 257, 883 0.13
Iris Holding, Inc., 144A 10% 15/12/2028 USD 575, 000 505, 552 0. 25
Trident TPI Holdings, Inc., 144A 12.75% 31/12/2028 USD 715, 000 767, 248 0.37
2,571,373 1.26
VBGES
BCPE Empire Holdings, Inc., 144A 7.625% 01/05/2027 USD 1, 420, 000 1, 370, 646 0.67
Dealer Tire LLC, 144A 8% 01/02/2028 USD 2, 500, 000 2,477,912 1. 20
3, 848, 558 1.87
ERELBIEY— b %
CCO Holdings LLC, 144A 5.125% 01/05/2027 UsSD 1, 415, 000 1, 373, 556 0.67
1, 373, 556 0.67
V)]
Leeward Renewable Energy Operations LLC, 144A 4.25%
01/07/2029 USD 1, 000, 000 861, 841 0. 42
861, 841 0. 42
R L - BRI
EnerSys, 144A 4.375% 15/12/2027 USD 695, 000 658, 947 0.32
658, 947 0.32
L7 ka=/r R
TTM Technologies, Inc., 144A 4% 01/03/2029 USD 500, 000 454, 795 0. 22
454, 795 0. 22
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Oceaneering International, Inc., 144A 6% 01/02/2028 USD 1, 925, 000 1, 868, 039 0.91
1, 868, 039 0.91
o NI < <0
Brundage—-Bone Concrete Pumping Holdings, Inc., 144A 6%
01/02/2026 USD 1, 500, 000 1,498, 717 0.73
KBR, Inc., 144A 4.75% 30/09/2028 USD 850, 000 791, 267 0.39
2, 289, 984 1.12
TR —T A AL
Raptor Acquisition Corp., 144A 4.875% 01/11/2026 USD 495, 000 471, 498 0.23
Speedway Motorsports LLC, 144A 4.875% 01/11/2027 USD 1, 725, 000 1, 624, 876 0.79
2,096, 374 1.02
BT A B
Waste Pro USA, Inc., 144A 5.5% 15/02/2026 USD 1, 750, 000 1, 686, 872 0. 82
1, 686, 872 0. 82
SR —E X
CPI CG, Inc., 144A 8.625% 15/03/2026 USD 1, 500, 000 1, 457, 348 0.71
Jefferson Capital Holdings LLC, 144A 6% 15/08/2026 USD 1, 480, 000 1, 408, 695 0.69
MI Holdings, Inc., 144A 7.375% 01/06/2025 USD 1, 000, 000 1, 009, 570 0. 49
Oxford Finance LLC, 144A 6.375% 01/02/2027 USD 1, 678, 000 1, 579, 400 0.77
Rocket Mortgage LLC, 144A 2.875% 15/10/2026 USD 1, 020, 000 945, 555 0. 46
6, 400, 568 3.12
B
Chobani LLC, 144A 4.625% 15/11/2028 USD 1, 000, 000 933, 993 0. 46
Chobani LLC, 144A 7.5% 15/04/2025 USD 500, 000 497, 928 0.24
H-Food Holdings LLC, 144A 8.5% 01/06/2026 USD 2, 750, 000 288, 750 0.14
1,720,671 0.84
AR,
Darling Ingredients, Inc., 144A 5.25% 15/04/2027 USD 500, 000 493,119 0.24
493,119 0.24
H A
Ferrellgas LP, 144A 5.875% 01/04/2029 USD 600, 000 566, 027 0.28
566, 027 0.28
[vliad TTpES
EquipmentShare. com, Inc., 144A 9% 15/05/2028 USD 1, 490, 000 1, 534, 700 0.74
RXO, Inc., 144A 7.5% 15/11/2027 USD 1, 105, 000 1, 141, 277 0. 56
Watco Cos. LLC, 144A 6.5% 15/06/2027 USD 800, 000 800, 852 0.39
3,476, 829 1.69
NIV T+
Bausch & Lomb Escrow Corp., 144A 8.375% 01/10/2028 USD 545, 000 576, 419 0. 28
576, 419 0. 28
ANIVATFT T a N F— /P —E &
AHP Health Partners, Inc., 144A 5.75% 15/07/2029 USD 650, 000 566, 228 0.28
Heartland Dental LLC, 144A 10.5% 30/04/2028 USD 900, 000 934, 875 0. 46
Legacy LifePoint Health LLC, 144A 4.375% 15/02/2027 USD 1, 500, 000 1, 386, 862 0. 68
LifePoint Health, Inc., 144A 5.375% 15/01/2029 USD 675, 000 500, 809 0.24
RegionalCare Hospital Partners Holdings, Inc., 144A 9.75%
01/12/2026 USD 500, 000 498, 983 0.24
US Acute Care Solutions LLC, 144A 6.375% 01/03/2026 USD 2,375, 000 1,990, 013 0. 96
5,877,770 2.86
ERS—E 2
Heartland Dental LLC, 144A 8.5% 01/05/2026 USD 2, 362, 000 2, 338, 663 1. 14
ModivCare, Inc., 144A 5.875% 15/11/2025 USD 2, 325, 000 2,307, 795 1.12
4, 646, 458 2.26
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WASH Multifamily Acquisition, Inc., 144A 5.75% 15/04/2026 USD 1, 750, 000 1, 690, 674 0. 82
1, 690, 674 0. 82
RTIN e LARNT LV« LY ¥ —
Acushnet Co., 144A 7.375% 15/10/2028 USD 375, 000 391, 468 0.19
Caesars Entertainment, Inc., 144A 8.125% 01/07/2027 USD 750, 000 768, 862 0.37
Jacobs Entertainment, Inc., 144A 6.75% 15/02/2029 USD 725, 000 682, 174 0.33
Lindblad Expeditions Holdings, Inc., 144A 9% 15/05/2028 USD 388, 000 402, 168 0. 20
Lindblad Expeditions LLC, 144A 6.75% 15/02/2027 USD 1, 250, 000 1,244, 813 0.61
NCL Corp. Ltd., 144A 5.875% 15/03/2026 USD 750, 000 732,732 0. 36
Royal Caribbean Cruises Ltd., 144A 5.5% 31/08/2026 USD 675, 000 669, 935 0.33
Viking Cruises Ltd., 144A 6.25% 15/05/2025 USD 550, 000 548, 307 0.27
Viking Cruises Ltd., 144A 5.875% 15/09/2027 USD 2, 565, 000 2,477, 469 1. 20
7,917,928 3.86
FRE A
Ashton Woods USA LLC, 144A 6.625% 15/01/2028 USD 900, 000 884, 471 0.43
Dream Finders Homes, Inc., 144A 8.25% 15/08/2028 USD 1, 000, 000 1, 057, 920 0. 52
New Home Co., Inc. (The), 144A 8.25% 15/10/2027 USD 2, 560, 000 2, 390, 784 1.16
Newell Brands, Inc. 5.2% 01/04/2026 USD 1, 180, 000 1, 162, 026 0.57
5,495, 201 2.68
CD&R Smokey Buyer, Inc., 144A 6.75% 15/07/2025 USD 2, 680, 000 2,662, 714 1. 30
2,662, 714 1. 30
PRI
BroadStreet Partners, Inc., 144A 5.875% 15/04/2029 USD 625, 000 582, 777 0.28
582, 777 0.28
AETITATAT 4T « —E R
Cars. com, Inc., 144A 6.375% 01/11/2028 USD 1, 180, 000 1, 133,653 0. 55
1, 133, 653 0.55
TR — e
Arches Buyer, Inc., 144A 4.25% 01/06/2028 USD 250, 000 226, 945 0.11
Arches Buyer, Inc., 144A 6.125% 01/12/2028 USD 1, 305, 000 1, 130, 267 0.55
Kyndryl Holdings, Inc. 2.7% 15/10/2028 USD 1, 170, 000 1, 031, 557 0. 50
2, 388, 769 1.16
Eieh(s!
Station Casinos LLC, 144A 4.5% 15/02/2028 USD 1, 000, 000 940, 813 0. 46
Sugarhouse HSP Gaming Prop Mezz LP, 144A 5.875% 15/05/2025 USD 2, 282, 000 2,270, 590 1. 10
3,211,403 1. 56
TR
Hillenbrand, Inc. 5.75% 15/06/2025 USD 750, 000 746, 892 0. 36
Manitowoc Co., Inc. (The), 144A 9% 01/04/2026 USD 1, 000, 000 1, 008, 260 0.49
Titan International, Inc. 7% 30/04/2028 USD 500, 000 500, 401 0.24
TK Elevator US Newco, Inc., 144A 5.25% 15/07/2027 USD 1, 000, 000 981, 071 0. 48
3, 236, 624 1.57
AT 4T
Audacy Capital Corp., 144A 6.5% 01/05/2027 USD 2, 000, 000 37, 500 0. 02
Block Communications, Inc., 144A 4.875% 01/03/2028 USD 500, 000 439, 822 0.21
CCO Holdings LLC, 144A 5% 01/02/2028 USD 725, 000 693, 401 0.34
Clear Channel Outdoor Holdings, Inc., 144A 7.75% 15/04/2028 USD 1, 125, 000 971, 284 0. 47
CSC Holdings LLC, 144A 5.375% 01/02/2028 USD 650, 000 576,014 0.28
CSC Holdings LLC, 144A 11.25% 15/05/2028 USD 780, 000 803, 950 0. 39
CSC Holdings LLC, 144A 5.5% 15/04/2027 USD 1, 125, 000 1, 029, 333 0. 50
GCI LLC, 144A 4.75% 15/10/2028 USD 1, 230, 000 1, 128, 562 0. 55
LCPR Senior Secured Financing DAC, 144A 6.75% 15/10/2027 USD 750, 000 730, 362 0. 36
Midcontinent Communications, 144A 5.375% 15/08/2027 USD 2,303, 000 2,241, 900 1.10
TEGNA, Inc., 144A 4.75% 15/03/2026 USD 850, 000 827, 596 0. 40
Townsquare Media, Inc., 144A 6.875% 01/02/2026 USD 2, 250, 000 2,212,729 1.08
Univision Communications, Inc., 144A 6.625% 01/06/2027 USD 1, 417, 000 1,416, 663 0.69
13,109,116 6. 39



i Wi /4T Rl HeER
Ck F) (%)
o3
Hudbay Minerals, Inc., 144A 4.5% 01/04/2026 USD 1, 750, 000 1, 696, 248 0. 82
IAMGOLD Corp., 144A 5.75% 15/10/2028 USD 1, 450, 000 1, 248, 638 0.61
2,944, 886 1.43
MET 2
Enpro, Inc. 5.75% 15/10/2026 USD 1, 000, 000 990, 802 0. 48
Enviri Corp., 144A 5.75% 31/07/2027 USD 3, 300, 000 3, 080, 738 1. 50
4,071, 540 1. 98
Al e A
Chesapeake Energy Corp., 144A 5.5% 01/02/2026 USD 750, 000 744, 437 0. 36
CITGO Petroleum Corp., 144A 6.375% 15/06/2026 USD 1, 650, 000 1, 646, 463 0. 80
CrownRock LP, 144A 5.625% 15/10/2025 USD 1, 250, 000 1,249, 119 0.61
Magnolia 0il & Gas Operating LLC, 144A 6% 01/08/2026 USD 1, 840, 000 1,795,913 0. 88
Matador Resources Co. 5.875% 15/09/2026 USD 1, 368, 000 1, 357, 855 0. 66
Occidental Petroleum Corp. 3.2% 15/08/2026 USD 1, 250, 000 1, 182, 406 0.58
Permian Resources Operating LLC, 144A 7.75% 15/02/2026 USD 1, 625, 000 1, 654, 835 0. 81
Vermilion Energy, Inc., 144A 5.625% 15/03/2025 USD 1, 000, 000 988, 492 0. 48
10, 619, 520 5.18
Al - T A - JEEEREL
Archrock Partners LP, 144A 6.875% 01/04/2027 USD 600, 000 600, 739 0.29
Martin Midstream Partners LP, 144A 11.5% 15/02/2028 USD 1, 025, 000 1, 056, 727 0.51
Permian Resources Operating LLC, 144A 8% 15/04/2027 USD 540, 000 559, 786 0.27
Sitio Royalties Operating Partnership LP, 144A 7.875%
01/11/2028 USD 1, 210, 000 1, 254, 842 0. 62
Tallgrass Energy Partners LP, 144A 5.5% 15/01/2028 USD 600, 000 571, 500 0.28
4,043, 594 1. 97
Trivium Packaging Finance BV, 144A 8.5% 15/08/2027 USD 1, 500, 000 1, 468, 019 0.71
1, 468, 019 0.71
TRE ML
Air Canada, 144A 3.875% 15/08/2026 USD 1, 750, 000 1,672, 155 0. 81
American Airlines, Inc., 144A 5.5% 20/04/2026 USD 2, 145, 833 2,127,979 1.05
American Airlines, Inc., 144A 7.25% 15/02/2028 USD 250, 000 254, 599 0.12
Hawaiian Brand Intellectual Property Ltd., 144A 5.75%
20/01/2026 USD 1, 455, 263 1,371, 740 0.67
United Airlines, Inc., 144A 4.375% 15/04/2026 USD 1, 725, 000 1,674, 823 0. 82
VistaJet Malta Finance plec, 144A 7.875% 01/05/2027 USD 2,375, 000 2,046,918 1. 00
VistaJet Malta Finance plc, 144A 9.5% 01/06/2028 USD 490, 000 415, 509 0. 20
9, 563, 723 4.67
= 3K
P&L Development LLC, 144A 7.75% 15/11/2025 USD 3, 015, 000 2,453, 848 1. 19
2,453, 848 1. 19
AT TA
Blue Racer Midstream LLC, 144A 6.625% 15/07/2026 USD 2, 000, 000 1, 989, 789 0.97
Global Partners LP 7% 01/08/2027 USD 2, 250, 000 2, 201, 040 1. 07
NuStar Logistics LP 5.75% 01/10/2025 USD 1, 300, 000 1, 297, 647 0.63
Rockies Express Pipeline LLC, 144A 3.6% 15/05/2025 USD 729, 000 706, 041 0. 34
Tallgrass Energy Partners LP, 144A 7.5% 01/10/2025 USD 1, 300, 000 1, 309, 484 0. 64
7,504, 001 3.65
B — B
AMN Healthcare, Inc., 144A 4.625% 01/10/2027 USD 1, 175, 000 1,112,959 0.54
Concentrix Corp. 6.6% 02/08/2028 USD 700, 000 720, 040 0.35
CorelLogic, Inc., 144A 4.5% 01/05/2028 USD 675, 000 595, 502 0.29
2,428,501 1.18
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Blackstone Mortgage Trust, Inc., REIT, 144A 3.75% 15/01/2027  USD 1, 300, 000 1, 157,779 0. 56
CTR Partnership LP, REIT, 144A 3.875% 30/06/2028 USD 2, 200, 000 2,004, 205 0.98
Global Net Lease, Inc., REIT, 144A 3.75% 15/12/2027 USD 1, 500, 000 1, 252, 193 0.61
RLJ Lodging Trust LP, REIT, 144A 3.75% 01/07/2026 USD 1, 500, 000 1,422,374 0.69
Starwood Property Trust, Inc., REIT, 144A 3.625% 15/07/2026 USD 1, 500, 000 1,412,775 0.69
7,249, 326 3.53
/N
Carrols Restaurant Group, Inc., 144A 5.875% 01/07/2029 USD 1, 275, 000 1,127, 287 0. 55
Ferrellgas LP, 144A 5.375% 01/04/2026 USD 2,750, 000 2,702, 158 1.32
Lithia Motors, Inc., 144A 4.625% 15/12/2027 USD 900, 000 866, 775 0. 42
Nathan’ s Famous, Inc., 144A 6.625% 01/11/2025 USD 1, 142, 000 1, 140, 595 0. 56
PetSmart, Inc., 144A 7.75% 15/02/2029 USD 450, 000 439, 998 0.21
6, 276, 813 3.06
A NyEYe
Crowdstrike Holdings, Inc. 3% 15/02/2029 USD 500, 000 452, 164 0. 22
452, 164 0. 22
R LR B PE R AEE
Iron Mountain, Inc., REIT, 144A 5.25% 15/03/2028 USD 1, 250, 000 1, 215, 316 0.59
SBA Communications Corp., REIT 3.875% 15/02/2027 USD 725, 000 695, 867 0.34
SBA Communications Corp., REIT 3.125% 01/02/2029 USD 500, 000 449, 326 0. 22
2, 360, 509 1. 15
BH/NGED
At Home Group, Inc., 144A 4.875% 15/07/2028 USD 360, 000 132, 336 0. 06
Evergreen Acqco 1 LP, 144A 9.75% 26/04/2028 USD 1, 016, 000 1, 081, 872 0.53
Michaels Cos., Inc. (The), 144A 5.25% 01/05/2028 USD 750, 000 598, 684 0.29
PetSmart, Inc., 144A 4.75% 15/02/2028 USD 1, 400, 000 1,313,977 0. 64
3, 126, 869 1.52
wE
Iliad Holding SASU, 144A 6.5% 15/10/2026 USD 750, 000 749, 193 0. 36
749, 193 0. 36
Wt - 78 r - EP
Wolverine World Wide, Inc., 144A 4% 15/08/2029 USD 1, 950, 000 1, 542,070 0.75
1,542,070 0.75
Cargo Aircraft Management, Inc., 144A 4.75% 01/02/2028 USD 1, 000, 000 920, 025 0.45
920, 025 0. 45
EEA T T
Seaspan Corp., 144A 5.5% 01/08/2029 USD 35, 000 29, 311 0.01
29, 311 0.01
hT oy Uik U —2R
Fly Leasing Ltd., 144A 7% 15/10/2024 USD 3, 190, 000 3, 081, 859 1. 50
3, 081, 859 1. 50
tHAEEFT 192, 093, 043 93. 53
ANROFEFIGI AN EG ST D 7213t o BH & 5 s TH |
STV EFEENEO® D AMAEREL O~ X — - v—4 » b A G 199, 476, 771 97.13
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A
AT AT
National CineMedia LLC 5.75% 15/08/2026 S USD 2,250, 000 0 0. 00
0 0. 00
AN =-in 0 0. 00
B
FIE S
American Gilsonite Co.* USD 72 504 0. 00
504 0. 00
A 504 0. 00
ZOMOFIEMEDH D AMEHE L O~ F— « ~—7 v SEMA R 504 0. 00
A S NT-UCITS £ 72 1L Z DI DEMEE A % — LD = K
MG A F— 2 - UCITS
Sa—FaT NV TR
Morgan Stanley Liquidity Funds US Dollar
R ) i USD 1, 059, 335 1, 059, 335 0.52
Treasury Liquidity Fund — MS Reserve
1, 059, 335 0.52
ERMPE A% — A - UCITSES & 1, 059, 335 0. 52
R N TZUCITS E 7213 DO EMPBEEAF—L D= FNEFF 1, 059, 335 0.52
Bea A 200, 536, 610 97. 65
Bl 356, 066 0.17
ZOMERE,/ (Blk) 4,461, 326 2.18
WIEPEA R 205, 354, 002 100. 00

T BREEROBESIIC L s THEHEI L TWET,
§ UEGERIE, BUET 741 MREBICH Y £,
*  AAGRESIT. HHEOEEIRE OB RO T, AEME TR S T,



TIUNRT 4T

202312 3L BHED, EEHLOHBEGIFT TG SN T U T 17 Ok FAFEIR)

A4 E 2R T I ER S |
FRFEBIF|LE
B g Feat FEat /(8K MiEREHE
W Rotas) W &%E T H SR T C D) (%)
—O~Ny VR =T I T A
EUR 42,607, 188 USDh 46,681,450  31/01/2024 J.P. Morgan 541, 477 0. 26
WG FEREE~ Y Y Ry =T 7 T ZAME LB RGN D05
REBRK-EPE 541, 477 0.26
SE LB T RITB N D REHRFIREFH -G 541, 477 0. 26
a—a~y Y Ry =T 7T A
USD 166, 472 EUR 152,178  31/01/2024 J.P. Morgan (2, 193) 0. 00
WE PR~ Y R =T 7 T ZAME BB FRRE N0 5
REBHK-AE (2,193) 0. 00
SEE R T RITB N 0 B RESB LG -AlE (2, 193) 0. 00
HE AR HRIBR SN2 D) Db R EHMFIRS A 5 F- & e 539, 284 0. 26
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HEhE
Ford Motor Co. 0% 15/03/2026 USD 550, 000 552, 113 0.27
552, 113 0.27
LRl — 2
Block, Inc. 0.25% 01/11/2027 USD 575, 000 475, 782 0.23
475, 782 0.23
IRT IV e LARNT Y « LIy —
DraftKings Holdings, Inc. 0% 15/03/2028 USD 935, 000 759, 638 0.37
759, 638 0.37
MSLRFEFES - BAEMRED IV X —IeEH
NextEra Energy Partners LP, 144A 2.5% 15/06/2026 USD 2, 645, 000 2, 385, 740 1.17
2, 385, 740 1.17
BFWET—e 2
Spotify USA, Inc. 0% 15/03/2026 USD 750, 000 662, 753 0. 32
662, 753 0.32
Lo x — M
Peloton Interactive, Inc. 0% 15/02/2026 USD 1, 500, 000 1, 168, 484 0.57
1, 168, 484 0.57
FGA T ARV —)L/P—E R
CryoPort, Inc., 144A 0.75% 01/12/2026 USD 1, 730, 000 1,379, 218 0. 67
1, 379, 218 0. 67
AU AE R TR T AT B &5 7,383, 728 3. 60
A
WLZEFH - Bt
Bombardier, Inc., 144A 6% 15/02/2028 USD 2, 325, 000 2,274, 674 1.11
Rolls—Royce ple, 144A 5.75% 15/10/2027 USD 1,510, 000 1,514, 117 0. 74
TransDigm, Inc. 5.5% 15/11/2027 USD 1, 250, 000 1,228, 022 0. 60
5,016, 813 2.45
mizEgY - it — e A
GX0 Logistics, Inc. 1.65% 15/07/2026 USD 625, 000 563, 554 0.27
563, 554 0.27
A N2:%
Hanesbrands, Inc., 144A 4.875% 15/05/2026 USD 1, 980, 000 1,913,932 0.93
1,913,932 0.93
HEjHL A — 7 —
Ford Motor Credit Co. LLC 3.375% 13/11/2025 UsD 600, 000 573,721 0.28
573,721 0.28
H EhEE A
Clarios Global LP, 144A 8.5% 15/05/2027 USD 1, 075, 000 1,082, 125 0.52
Tcahn Enterprises LP 6.375% 15/12/2025 USD 1, 000, 000 980, 873 0.48
Tcahn Enterprises LP 6.25% 15/05/2026 USD 500, 000 477, 651 0.23
Real Hero Merger Sub 2, Inc., 144A 6.25% 01/02/2029 USD 775, 000 671,192 0.33
7F North America Capital, Inc., 144A 6.875% 14/04/2028 USD 1, 025, 000 1, 066, 071 0.52
4,277,912 2.08
EEE:
Rivian Holdings LLC, 144A 11.493% 15/10/2026 USD 1, 655, 000 1, 658, 319 0.81
1, 658, 319 0.81
RAKXT Y ) D—
Grifols SA, 144A 4.75% 15/10/2028 USD 1, 750, 000 1, 594, 486 0.78
1, 594, 486 0.78
KB/ NFE
Kohl’s Corp. 4.25% 17/07/2025 UsD 1, 000, 000 976, 783 0. 48
976, 783 0.48
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AmeriTex HoldCo Intermediate LLC, 144A 10.25% 15/10/2028 USD 560, 000 576, 100 0.28
CP Atlas Buyer, Inc., 144A 7% 01/12/2028 USD 689, 000 600, 656 0.29
New Enterprise Stone & Lime Co., Inc., 144A 5.25% 15/07/2028  USD 1, 000, 000 958, 730 0. 47
2, 135, 486 1.04
‘AT
LPL Holdings, Inc., 144A 4.625% 15/11/2027 USD 1, 750, 000 1, 693, 809 0. 82
1, 693, 809 0. 82
b5
ASP Unifrax Holdings, Inc., 144A 5.25% 30/09/2028 USD 1, 434, 000 1,037, 354 0.51
HB Fuller Co. 4.25% 15/10/2028 USD 1, 250, 000 1, 170, 230 0.57
International Flavors & Fragrances, Inc., 144A 1.23%
01/10/2025 USD 1, 175, 000 1, 087, 817 0.53
SCIL IV LLC, 144A 5.375% 01/11/2026 USD 600, 000 576, 670 0. 28
Trinseo Materials Operating SCA, 144A 5.375% 01/09/2025 USD 449, 000 390, 960 0.19
4, 263, 031 2.08
P —E A
Alta Equipment Group, Inc., 144A 5.625% 15/04/2026 USD 2, 500, 000 2,422, 877 1.18
AMN Healthcare, Inc., 144A 4% 15/04/2029 USD 500, 000 451, 522 0. 22
Sotheby’ s, 144A 7.375% 15/10/2027 USD 1, 200, 000 1, 158, 346 0. 56
4,032, 745 1. 96
AT —E X - Hih
Allied Universal Holdco LLC, 144A 6.625% 15/07/2026 USD 250, 000 249, 343 0.12
Allied Universal Holdco LLC, 144A 9.75% 15/07/2027 USD 500, 000 489, 398 0.24
Garda World Security Corp., 144A 9.5% 01/11/2027 USD 1, 700, 000 1, 718, 380 0.84
2,457,121 1. 20
R - K
Great Lakes Dredge & Dock Corp., 144A 5.25% 01/06/2029 UsD 700, 000 602, 620 0.29
Pike Corp., 144A 5.5% 01/09/2028 USD 1, 100, 000 1, 059, 876 0.52
1, 662, 496 0.81
e SRt
Castlelake Aviation Finance DAC, 144A 5% 15/04/2027 USD 730, 000 686, 651 0.33
Ford Motor Credit Co. LLC 4.125% 17/08/2027 USD 4,075, 000 3, 860, 001 1.87
Macquarie Airfinance Holdings Ltd., 144A 8.375% 01/05/2028 USD 900, 000 943, 353 0. 46
5, 490, 005 2. 66
Ball Corp. 6.875% 15/03/2028 USD 1, 000, 000 1, 040, 690 0.51
Canpack SA, 144A 3.125% 01/11/2025 USD 270, 000 257, 883 0.13
Iris Holding, Inc., 144A 10% 15/12/2028 USD 575, 000 505, 552 0. 25
Trident TPI Holdings, Inc., 144A 12.75% 31/12/2028 USD 715, 000 767, 248 0.37
2,571,373 1.26
BGES
BCPE Empire Holdings, Inc., 144A 7.625% 01/05/2027 USD 1, 420, 000 1, 370, 646 0.67
Dealer Tire LLC, 144A 8% 01/02/2028 USD 2, 500, 000 2,477,912 1. 20
3, 848, 558 1.87
ERERBIEY— b %
CCO Holdings LLC, 144A 5.125% 01/05/2027 USD 1, 415, 000 1, 373, 556 0.67
1, 373, 556 0.67
V)]
Leeward Renewable Energy Operations LLC, 144A 4.25%
01/07/2029 USD 1, 000, 000 861, 841 0. 42
861, 841 0. 42
R L - BRI
EnerSys, 144A 4.375% 15/12/2027 USD 695, 000 658, 947 0.32
658, 947 0.32
L7 kar=r R
TTM Technologies, Inc., 144A 4% 01/03/2029 USD 500, 000 454, 795 0. 22
454, 795 0. 22
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Oceaneering International, Inc., 144A 6% 01/02/2028 USD 1, 925, 000 1, 868, 039 0.91
1, 868, 039 0.91
o NI < <
Brundage—-Bone Concrete Pumping Holdings, Inc., 144A 6%
01/02/2026 USD 1, 500, 000 1,498, 717 0.73
KBR, Inc., 144A 4.75% 30/09/2028 USD 850, 000 791, 267 0. 39
2, 289, 984 1.12
TR —T A AL
Raptor Acquisition Corp., 144A 4.875% 01/11/2026 USD 495, 000 471, 498 0.23
Speedway Motorsports LLC, 144A 4.875% 01/11/2027 USD 1, 725, 000 1, 624, 876 0.79
2,096, 374 1.02
BRiT A B
Waste Pro USA, Inc., 144A 5.5% 15/02/2026 UsSD 1, 750, 000 1, 686, 872 0. 82
1, 686, 872 0. 82
SR —E X
CPI CG, Inc., 144A 8.625% 15/03/2026 USD 1, 500, 000 1, 457, 348 0.71
Jefferson Capital Holdings LLC, 144A 6% 15/08/2026 USD 1, 480, 000 1, 408, 695 0.69
MI Holdings, Inc., 144A 7.375% 01/06/2025 USD 1, 000, 000 1, 009, 570 0. 49
Oxford Finance LLC, 144A 6.375% 01/02/2027 USD 1, 678, 000 1, 579, 400 0.77
Rocket Mortgage LLC, 144A 2.875% 15/10/2026 USD 1, 020, 000 945, 555 0. 46
6, 400, 568 3.12
B
Chobani LLC, 144A 4.625% 15/11/2028 USD 1, 000, 000 933, 993 0. 46
Chobani LLC, 144A 7.5% 15/04/2025 USD 500, 000 497, 928 0.24
H-Food Holdings LLC, 144A 8.5% 01/06/2026 USD 2, 750, 000 288, 750 0.14
1,720,671 0.84
AR
Darling Ingredients, Inc., 144A 5.25% 15/04/2027 USD 500, 000 493,119 0.24
493,119 0.24
H A
Ferrellgas LP, 144A 5.875% 01/04/2029 USD 600, 000 566, 027 0. 28
566, 027 0.28
[veliad TTpES
EquipmentShare. com, Inc., 144A 9% 15/05/2028 USD 1, 490, 000 1, 534, 700 0.74
RXO, Inc., 144A 7.5% 15/11/2027 USD 1, 105, 000 1, 141, 277 0. 56
Watco Cos. LLC, 144A 6.5% 15/06/2027 USD 800, 000 800, 852 0.39
3,476, 829 1. 69
NIV T - R
Bausch & Lomb Escrow Corp., 144A 8.375% 01/10/2028 USD 545, 000 576, 419 0. 28
576, 419 0. 28
ANIVATFT T anNg H— /P —E &
AHP Health Partners, Inc., 144A 5.75% 15/07/2029 USD 650, 000 566, 228 0. 28
Heartland Dental LLC, 144A 10.5% 30/04/2028 USD 900, 000 934, 875 0. 46
Legacy LifePoint Health LLC, 144A 4.375% 15/02/2027 USD 1, 500, 000 1, 386, 862 0. 68
LifePoint Health, Inc., 144A 5.375% 15/01/2029 USD 675, 000 500, 809 0.24
RegionalCare Hospital Partners Holdings, Inc., 144A 9.75%
01/12/2026 USD 500, 000 498, 983 0.24
US Acute Care Solutions LLC, 144A 6.375% 01/03/2026 USD 2,375, 000 1,990, 013 0. 96
5,877,770 2.86
ERS—E 2
Heartland Dental LLC, 144A 8.5% 01/05/2026 USD 2, 362, 000 2, 338, 663 1. 14
ModivCare, Inc., 144A 5.875% 15/11/2025 USD 2, 325, 000 2,307, 795 1.12
4, 646, 458 2.26
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WASH Multifamily Acquisition, Inc., 144A 5.75% 15/04/2026 USD 1, 750, 000 1, 690, 674 0. 82
1, 690, 674 0. 82
BTN e LARNT L« LY ¥ —
Acushnet Co., 144A 7.375% 15/10/2028 USD 375, 000 391, 468 0.19
Caesars Entertainment, Inc., 144A 8.125% 01/07/2027 USD 750, 000 768, 862 0.37
Jacobs Entertainment, Inc., 144A 6.75% 15/02/2029 USD 725, 000 682, 174 0.33
Lindblad Expeditions Holdings, Inc., 144A 9% 15/05/2028 USD 388, 000 402, 168 0. 20
Lindblad Expeditions LLC, 144A 6.75% 15/02/2027 USD 1, 250, 000 1, 244, 813 0.61
NCL Corp. Ltd., 144A 5.875% 15/03/2026 USD 750, 000 732,732 0. 36
Royal Caribbean Cruises Ltd., 144A 5.5% 31/08/2026 USD 675, 000 669, 935 0.33
Viking Cruises Ltd., 144A 6.25% 15/05/2025 USD 550, 000 548, 307 0.27
Viking Cruises Ltd., 144A 5.875% 15/09/2027 USD 2, 565, 000 2,477, 469 1. 20
7,917,928 3.86
ELa YN
Ashton Woods USA LLC, 144A 6.625% 15/01/2028 USD 900, 000 884, 471 0.43
Dream Finders Homes, Inc., 144A 8.25% 15/08/2028 USD 1, 000, 000 1, 057,920 0. 52
New Home Co., Inc. (The), 144A 8.25% 15/10/2027 USD 2, 560, 000 2, 390, 784 1.16
Newell Brands, Inc. 5.2% 01/04/2026 USD 1, 180, 000 1, 162, 026 0.57
5,495, 201 2.68
CD&R Smokey Buyer, Inc., 144A 6.75% 15/07/2025 USD 2, 680, 000 2,662, 714 1. 30
2,662, 714 1. 30
PRI
BroadStreet Partners, Inc., 144A 5.875% 15/04/2029 USD 625, 000 582, 777 0.28
582, 777 0.28
AETITATAT 4T « F—E R
Cars. com, Inc., 144A 6.375% 01/11/2028 USD 1, 180, 000 1, 133,653 0.55
1, 133, 653 0.55
TR — e
Arches Buyer, Inc., 144A 4.25% 01/06/2028 USD 250, 000 226, 945 0.11
Arches Buyer, Inc., 144A 6.125% 01/12/2028 USD 1, 305, 000 1, 130, 267 0.55
Kyndryl Holdings, Inc. 2.7% 15/10/2028 USD 1, 170, 000 1, 031, 557 0. 50
2, 388, 769 1.16
iR (s!
Station Casinos LLC, 144A 4.5% 15/02/2028 USD 1, 000, 000 940, 813 0. 46
Sugarhouse HSP Gaming Prop Mezz LP, 144A 5.875% 15/05/2025 USD 2, 282, 000 2, 270, 590 1. 10
3,211,403 1. 56
TR
Hillenbrand, Inc. 5.75% 15/06/2025 USD 750, 000 746, 892 0. 36
Manitowoc Co., Inc. (The), 144A 9% 01/04/2026 USD 1, 000, 000 1, 008, 260 0.49
Titan International, Inc. 7% 30/04/2028 USD 500, 000 500, 401 0.24
TK Elevator US Newco, Inc., 144A 5.25% 15/07/2027 USD 1, 000, 000 981, 071 0. 48
3, 236, 624 1.57
ATAT
Audacy Capital Corp., 144A 6.5% 01/05/2027 USD 2, 000, 000 37, 500 0.02
Block Communications, Inc., 144A 4.875% 01/03/2028 USD 500, 000 439, 822 0.21
CCO Holdings LLC, 144A 5% 01/02/2028 USD 725, 000 693, 401 0. 34
Clear Channel Outdoor Holdings, Inc., 144A 7.75% 15/04/2028 USD 1, 125, 000 971, 284 0. 47
CSC Holdings LLC, 144A 5.375% 01/02/2028 USD 650, 000 576, 014 0.28
CSC Holdings LLC, 144A 11.25% 15/05/2028 USD 780, 000 803, 950 0.39
CSC Holdings LLC, 144A 5.5% 15/04/2027 USD 1, 125, 000 1, 029, 333 0. 50
GCI LLC, 144A 4.75% 15/10/2028 USD 1, 230, 000 1, 128, 562 0.55
LCPR Senior Secured Financing DAC, 144A 6.75% 15/10/2027 USD 750, 000 730, 362 0. 36
Midcontinent Communications, 144A 5.375% 15/08/2027 USD 2, 303, 000 2,241, 900 1.10
TEGNA, Inc., 144A 4.75% 15/03/2026 USD 850, 000 827, 596 0. 40
Townsquare Media, Inc., 144A 6.875% 01/02/2026 USD 2, 250, 000 2,212,729 1.08
Univision Communications, Inc., 144A 6.625% 01/06/2027 USD 1,417, 000 1,416, 663 0.69
13,109,116 6. 39
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Hudbay Minerals, Inc., 144A 4.5% 01/04/2026 USD 1, 750, 000 1, 696, 248 0. 82
IAMGOLD Corp., 144A 5.75% 15/10/2028 USD 1, 450, 000 1, 248, 638 0.61
2,944, 886 1.43
MET
Enpro, Inc. 5.75% 15/10/2026 USD 1, 000, 000 990, 802 0. 48
Enviri Corp., 144A 5.75% 31/07/2027 USD 3, 300, 000 3, 080, 738 1. 50
4,071, 540 1. 98
Al e A
Chesapeake Energy Corp., 144A 5.5% 01/02/2026 USD 750, 000 744, 437 0. 36
CITGO Petroleum Corp., 144A 6.375% 15/06/2026 USD 1, 650, 000 1, 646, 463 0. 80
CrownRock LP, 144A 5.625% 15/10/2025 USD 1, 250, 000 1,249, 119 0.61
Magnolia 0il & Gas Operating LLC, 144A 6% 01/08/2026 USD 1, 840, 000 1,795,913 0. 88
Matador Resources Co. 5.875% 15/09/2026 USD 1, 368, 000 1, 357, 855 0. 66
Occidental Petroleum Corp. 3.2% 15/08/2026 USD 1, 250, 000 1, 182, 406 0.58
Permian Resources Operating LLC, 144A 7.75% 15/02/2026 USD 1, 625, 000 1, 654, 835 0. 81
Vermilion Energy, Inc., 144A 5.625% 15/03/2025 USD 1, 000, 000 988, 492 0. 48
10, 619, 520 5.18
Archrock Partners LP, 144A 6.875% 01/04/2027 USD 600, 000 600, 739 0.29
Martin Midstream Partners LP, 144A 11.5% 15/02/2028 USD 1, 025, 000 1, 056, 727 0.51
Permian Resources Operating LLC, 144A 8% 15/04/2027 USD 540, 000 559, 786 0.27
Sitio Royalties Operating Partnership LP, 144A 7.875%
01/11/2028 USD 1, 210, 000 1, 254, 842 0. 62
Tallgrass Energy Partners LP, 144A 5.5% 15/01/2028 USD 600, 000 571, 500 0.28
4,043, 594 1. 97
Trivium Packaging Finance BV, 144A 8.5% 15/08/2027 USD 1, 500, 000 1, 468, 019 0.71
1, 468, 019 0.71
TR L2
Air Canada, 144A 3.875% 15/08/2026 USD 1, 750, 000 1,672, 155 0. 81
American Airlines, Inc., 144A 5.5% 20/04/2026 USD 2, 145, 833 2,127,979 1.05
American Airlines, Inc., 144A 7.25% 15/02/2028 USD 250, 000 254, 599 0.12
Hawaiian Brand Intellectual Property Ltd., 144A 5.75%
20/01/2026 USD 1, 455, 263 1,371, 740 0.67
United Airlines, Inc., 144A 4.375% 15/04/2026 USD 1, 725, 000 1,674, 823 0. 82
VistaJet Malta Finance plec, 144A 7.875% 01/05/2027 USD 2,375, 000 2,046,918 1. 00
VistaJet Malta Finance plec, 144A 9.5% 01/06/2028 USD 490, 000 415, 509 0. 20
9, 563, 723 4.67
= 3K
P&L Development LLC, 144A 7.75% 15/11/2025 USD 3, 015, 000 2,453, 848 1. 19
2,453, 848 1. 19
AT TA
Blue Racer Midstream LLC, 144A 6.625% 15/07/2026 USD 2, 000, 000 1, 989, 789 0.97
Global Partners LP 7% 01/08/2027 USD 2, 250, 000 2, 201, 040 1. 07
NuStar Logistics LP 5.75% 01/10/2025 USD 1, 300, 000 1, 297, 647 0.63
Rockies Express Pipeline LLC, 144A 3.6% 15/05/2025 USD 729, 000 706, 041 0. 34
Tallgrass Energy Partners LP, 144A 7.5% 01/10/2025 USD 1, 300, 000 1, 309, 484 0. 64
7,504, 001 3.65
B — e
AMN Healthcare, Inc., 144A 4.625% 01/10/2027 USD 1, 175, 000 1,112,959 0.54
Concentrix Corp. 6.6% 02/08/2028 USD 700, 000 720, 040 0.35
CorelLogic, Inc., 144A 4.5% 01/05/2028 USD 675, 000 595, 502 0.29
2,428, 501 1.18
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Blackstone Mortgage Trust, Inc., REIT, 144A 3.75% 15/01/2027  USD 1, 300, 000 1, 157,779 0. 56
CTR Partnership LP, REIT, 144A 3.875% 30/06/2028 USD 2, 200, 000 2,004, 205 0.98
Global Net Lease, Inc., REIT, 144A 3.75% 15/12/2027 USD 1, 500, 000 1, 252, 193 0.61
RLJ Lodging Trust LP, REIT, 144A 3.75% 01/07/2026 USD 1, 500, 000 1,422,374 0.69
Starwood Property Trust, Inc., REIT, 144A 3.625% 15/07/2026 USD 1, 500, 000 1,412,775 0.69
7,249, 326 3.53
/N
Carrols Restaurant Group, Inc., 144A 5.875% 01/07/2029 USD 1, 275, 000 1,127, 287 0.55
Ferrellgas LP, 144A 5.375% 01/04/2026 USD 2,750, 000 2,702, 158 1.32
Lithia Motors, Inc., 144A 4.625% 15/12/2027 USD 900, 000 866, 775 0.42
Nathan’ s Famous, Inc., 144A 6.625% 01/11/2025 USD 1, 142, 000 1, 140, 595 0. 56
PetSmart, Inc., 144A 7.75% 15/02/2029 USD 450, 000 439, 998 0.21
6, 276, 813 3.06
A NyEYe
Crowdstrike Holdings, Inc. 3% 15/02/2029 USD 500, 000 452, 164 0. 22
452, 164 0. 22
R LR B PE PG AEE
Iron Mountain, Inc., REIT, 144A 5.25% 15/03/2028 USD 1, 250, 000 1, 215, 316 0.59
SBA Communications Corp., REIT 3.875% 15/02/2027 USD 725, 000 695, 867 0.34
SBA Communications Corp., REIT 3.125% 01/02/2029 USD 500, 000 449, 326 0. 22
2, 360, 509 1. 15
RH/NGED
At Home Group, Inc., 144A 4.875% 15/07/2028 USD 360, 000 132, 336 0. 06
Evergreen Acqco 1 LP, 144A 9.75% 26/04/2028 USD 1, 016, 000 1, 081, 872 0.53
Michaels Cos., Inc. (The), 144A 5.25% 01/05/2028 USD 750, 000 598, 684 0.29
PetSmart, Inc., 144A 4.75% 15/02/2028 USD 1, 400, 000 1,313,977 0. 64
3, 126, 869 1.52
wE
Iliad Holding SASU, 144A 6.5% 15/10/2026 USD 750, 000 749, 193 0. 36
749, 193 0. 36
Wt - 781 L - BEPU
Wolverine World Wide, Inc., 144A 4% 15/08/2029 USD 1, 950, 000 1, 542,070 0.75
1,542,070 0.75
Cargo Aircraft Management, Inc., 144A 4.75% 01/02/2028 USD 1, 000, 000 920, 025 0.45
920, 025 0. 45
EEA T T
Seaspan Corp., 144A 5.5% 01/08/2029 USD 35, 000 29, 311 0.01
29, 311 0.01
hT oy Uik U —2R
Fly Leasing Ltd., 144A 7% 15/10/2024 USD 3, 190, 000 3, 081, 859 1.50
3, 081, 859 1.50
tHEEFT 192, 093, 043 93. 53
ANROFEFRIGI AN EG ST 5 7213t o B & 5 s TH |
SN TV EFEENEO S D AMAEREL O~ X — - v—4 » b A G 199, 476, 771 97.13
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A
AT AT
National CineMedia LLC 5.75% 15/08/2026 5 USD 2,250, 000 0 0. 00
0 0. 00
A 0 0. 00
B
FiIE S
American Gilsonite Co.* USD 72 504 0. 00
504 0. 00
A 504 0. 00
ZOMOFIEMEDH DAMEHE L O~ F— « ~—7 v SEMAF 504 0. 00
WA S NT-UCITS £ 72 1L Z DD EMEE A % — LD = K
MG A F— 2 - UCITS
Sa—F 2T NV TR
Morgan Stanley Liquidity Funds US Dollar
R ) i USD 1, 059, 335 1, 059, 335 0.52
Treasury Liquidity Fund — MS Reserve
1, 059, 335 0.52
ERPE A% — A - UCITSE & 1, 059, 335 0.52
R N TZUCITS E 7213 DO EMPBEEAF—L D=y FNEFF 1, 059, 335 0.52
BeEAE 200, 536, 610 97. 65
Bl 356, 066 0.17
ZOMERE,/ (Blk) 4,461, 326 2.18
WEPEA R 205, 354, 002 100. 00

T BREEROBESIIC L s TEHEI L TWET,
§ UEGERIE, BUET 741 MREBICH Y £,
*  AAERESIT. HHEOEEIRE OB RO T, AEME TR S v E T,
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202312 3L BED, EEHLOBEIFT CREI SN T U T 17 Ok FAFEIR)

A4 E 2R T RIS |
FRFEBIF|LE
B g Feat FEat /(8K MEpEHE
W Rotas) W &%E T H SR T Ck FL) (%)
=0~y VR =TI T A
EUR 42,607, 188 USDh 46,681,450  31/01/2024 J.P. Morgan 541, 477 0. 26
WG FEREE~ Y Y Ry =T 7 T ZME LB RGN0 5
REBRR-EPE 541, 477 0.26
SE LB T RIBB N D REHRFIRE G- G 541, 477 0. 26
a—a~y Y Ry =T 7T A
USD 166, 472 EUR 152,178  31/01/2024 J.P. Morgan (2, 193) 0. 00
WG FEREE~ Y Y R =T 7 T AME BB TFRRE N0 5
REBHK-AE (2,193) 0. 00
SEE BT RITB N 0 B RESB LG -AlE (2, 193) 0. 00
Y E AR HRIBR S D3 D R EHMFIS A 5F- & e 539, 284 0. 26
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(fEELETEE]
EAHY « AB L L—USAAA—/LRERT 7 F (B 1ERRERD) (A~ THD)

20254F1 H 31 H BI7E
I EERAE 1,575, 793, 9411
0 AfegE 4, 267, 7821
M fgpEksE (1 —1) 1,571,526, 159
IV BATHEE 1, 506, 232, 767 [
Vo 147y MigsEsE (IL1V) 1. 0433
EAH Y AZ L L=USHAA A=V EFET 7 F GETERRER) 3~y VL)

20254F1 H 31 H BI7E
I ERERE 5, 688, 815, 2491
0 AfwEE 30, 480, 374H
M fgpEksE (1 —1) 5, 658, 334, 875
IV BATHEE 3,233, 258, 4641
V 147y sigeEsE (IL1V) 1. 75004
(%)
DIAMVR—~H =77 K

20254F1 H 31 HHI7E
I EPERE 1,575,613, 8504
0 AfRgE 500, 000, 000
M AR (I —1) 1,075, 613, 850
IV BATHEE 1, 069, 401, 009 K

V10O siEEHE (L1V)

1. 0058H
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(1) 2 2EFESR DA FE A
FUMEHIIH Y TH A,
77 v ROZIEMEDIFIEIL, IREBEEOREE O EEICFER EZITREHEINDLIZ IV EEY £
T ZTRtRthiX. ZOEFEOZ M E T 5 IRBHERE A HRIEOHEIZ L FHKRE O E % B
D SNTZGE ETILS B EN DN 2 R T HA ThH - T, UkIRBHBEORE (2 &K 25
PIFE LR WA T OMSLT 2 B2 WEEN D 256 2R E . YIRS M2 KR T 52 aRiEs
ZRITLEYE A,
B, ZEFIL, BRI EGRVEEFEIC L ZRIEEERITT 2 HA2RE, B4
AR B A R IR~ DOEFEOFE R, L IR O Wit A2 RFEHR~ DO EHDOE
K, ZRAFROFFITOFHREITORNVEDE LET,

(2) ZimEHEHTE
U BEHITIDH D EH A,

(3) AR T % Kt
FUFEHITIH Y A,

(4) 235 ME D FEVE IR

FEIEFIRIZH 0 =5 A,

OZWE L, ZORATIZRMELZBEET HHAIIE, Y% EOBEONR L § 5% SN
W E TR SN TV B IR O BRI ) 0 D IR S IR O B2 T o b0 E LET,

Q@ LFODHFEDOH GG, FRROORBHBE% X, YGEEIC)» ) DREANORAE T 2%
MED NI DPD 3 L OGEZ NORAE T D5 I8MED NI OHEINC S X | Z Ofi 2 2 IR 0 EEIZE
EEFESET I OL LET, 2L, ERROOBREHMESE N IRERL N EA R L2 b D TR
WIB AT, B A\ DOIRRE OB 2 PR L - R RIS (Y%t O IR ARHEBE %5 o0 HATHERE %
GHET, ) ICHIREOBEIZ L3, GBS AN ORI N IS I8HED N ORI O FE#E £ 72
IRLE M TS K ommT o b D& LET,

@ LFLOQDOIWEIZHOWT, Fitthid, YL OFEE ORISR & T 5 %2 A HEN FLlil F 72 13Fsk S
AUT D HRR O IR 900 2 IR AR B 4 & GRS N DR MRS 1D % BHER U 7o IR B S N 72 2 5
BEIZBWT, BB MBE LD L F TR0 E2E2WEENDH D AR L & X213,
RS IR B OIREME LI 23 2 2 e TE £,

(5) 2 4 ME D RERIE D 6 HIE A
SARME DRI, P DA OREE I ITREEIC X DT IE, FRER R LOSZFER AT
THZLENTEERE A,

(6) Z 4S5 HE D5y E

Bt thid, fHRBICED D EZAICLENY, St eHiEo > 2. —EBBEOZISHEZY)
EIZEDETEALDELET,
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W BB D FEATOFEROZAE, AR L OMEREEDO K WEIZ oW TIE, FEROBIEIC
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F1 [REHLFORHIR]
1 [RESHZEOHR]
(1) EAEOKE (20254131 HBIfE)
BEARL D 20f& M
AT DRI L 100, 0008k
(M@= EFR100, 0008k, AFEFEFAMKZC ERR30, 0004%)
FEAT B IR 40, 000%k
i@k 24, 4908k, AFEFEFAELS, 5108%)
TR D RAT 2N AT BE

ELT 5 WAEDEARGOHR : s U FHITIH Y A,

(2) SO (2025451 H 31 H BIE)

O SthoE B ERE
¥EBPIT LEERFHIL, IESoREL b TRELET,
I IR ER S CRE SN E T, ik (BEAESEZE ThOIIMi% LR, ) OEMT, £
DAL VLIS T T2 FEFED 5 LERAED S DT T 2 ERR RS OO £ T
&L, AEHION TRNZIBE LBtk (BEEEZR CTh MK IR, ) DR L L TERE
SN (BEASFEE THLHMIMR LR, ) OEMIL, BEiwit EEFZETHD
Bt #br<, ) OO TORRETE LET,
F7o. BEAESEE TH IR OEIX, £ ORIER 2FELUNICKR T T 5 HEEED H bk
DHLOICET 2 EREERESOKBEORETE L, O THNCMELEEESEZETH D
B DMK & L TRIE SN EESELZE CTh 2B OMEIL, IMELEEEESRZETHD
it DI O% T ORETE LET,
BUfife 21, GBlc ko CREBR IR EZRE LET, RERRRIL. St2REL, BFExkS
DUFRIZ LD VWEBEZPITLE T,
Fz, BRESORBICE > T BFREREZED DL LN TEET,
B =3, ERICHBEOED RS 256 2kE ., JRAIE U CHisERESHEL £, Bk
TemoEgERIE, FHE U TEBRiEEER S 7,
Uit = ORaEIE, ETIBEDED RO L5 62 mE . kb5 2 &3 TE 5 ik D
W L, S B OB %E2 b > TITWE T,

© BEEH R ERE A

1. BEEBREE A L L ONER HEto R E

PR B S U, EERTS Rl L, ERERL /) T dtds L OVE RERIE ] I H R ChfE T 5
BERESE BIO EEFHEE CTH#E. RERLET, Lo EIERAR
WE - BIAEE, EH 7 — RS THRESNET,

2. MR, 52 H G E ORE

K77y ROEMIT THRERESHE BLO REGTHSE TR 2WiEoNEEZEE 2
T, 77 v FEEIN AT SN EAE Y E TV E S, EHE Y ITA K CEM S
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YRR L. AR OAGR AT £9, EMHENE KR 2 Z I TCERFEIC RO X E
MEITOET,
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2 [BXORBRUVEZED#R]
[BBEEFEROBEEENCET HEM]) ICED IBREEREESETH 2 RS L, HEETTOR
EHEITH & &b TERFEMEEIE] ICED DEPEMISIESR & LTEoEMA (REEME) b
WICE DOZIEFES: (i) OFEEIREE OF “FEEmpg s ¥) 21ToCnEd, £z, &
RipASR I [E ] ICED DG E - REELIT>TVET,
20254F1 H31 HBUE, ZRERFLOEM T 2 EEFCILLTOEY T3, BEEETLEZR)

FEARAPERS I I PERER (AL - 1)
BN AHAE BB AF FE 26 1,521, 319, 928, 368
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