Asset
Management

One

E A #® & & (2IFR)

MHAMUSNSLAL—=ILRT 7V R

(BAREE)

H7 72 ROSLHBEAIRDEY TI,
B & 5 B | eNuEE w
R e — Z17im <pEe 2010%7m0E>
3 =L RIS . {S5t8 H Thig
B R 7| pmrenE U REORRESEL CERETVET. il 22& <REB 2019% 88 /78>
MHAM US| LAKERLETNTA—)L RETH— F1238 <RE\EH 20199 5 9H>
NA 1 — L R| 77 NSRS EEBRARRE L 51248 <REH 20194108 7 9>
. AENEES TN E e 1058 <REO 20195118 7 B>
ERBANR (LA;?@TMEQ : F1268 <REE 2019%128 98>
RAKEEMEL | 2o Lormok@kLETON T
DETSLER WmckaLET.
LAKE R LETNT 1 — b RERT—7 7 > NSt -
EEUT. KEOKE R LETONT 1L REICEEE RmBEDEIEN
TVET,
B R B E | SEBERECOVTE. BEIE LTEBAY VEFVEL A L .
L AXE RILETNA 1 —)L RETH—7 7> ROEMS BLERIOHEIIITITTEANELS B
DICETBHEREO—K - PAY b - 7SR - /= .
TATLS—cBRLET. BLLEFETS
MHAM US | AEBRENORERANA < EHR
NT 1 — I K| ZREEEA. ~ e
7 7 v F|BRACEERANSE. EEMED ST IMHAM USATA—LIT
(BARER) | HAREEN20%LTE LET. 72K (EERER) ] (F. 20194128
Ao i L NEBABAORE I BHRERT F o~ - — =
L AXE R LT | 00 =Hl- e OBICEI26HDAREZITVWELE,
DEISAER ataopmsERMEONRELSR CIC. BRRBEEE CWREBLEFET,
7 D0%URE LET.
FamLE. RAELTBA/0 (MEDOBEIREE N e _
g;}i;{a}e%&gu&gﬁgfg&gﬁygz?ﬁgﬁﬁg SEREE—EBOCEBZBVEITLD
SEUREG (F A%ET.) Z0 ; . .
FOBAL L. HELBEE, FAIE LTREL L RBHE HREVEBL LTFFET,
S B B S| EREMCEOCEERIEL. BRAHAEEGEOKE
BEUBRBASEMELTRELET, 720, HEH
KBEFDEOBE(C L. FEEFDENC ENBY E
T WEARICTTHD > AoV T 3. BRAOEK
HEHICEOWTERZETVLWETD,

<ERRSEICHIIBMLEDER>
J—)Lt>9—1:0120-104-694
ZAE  EXEOFRIORASFERSEFET
BESEOSEGINBICOETELTE. BASNE
IRFERICHEVEDE LS,

PEYRIRXIAYROne k&1t

RREBTRHERADA-8-2
http://www.am-one.co.jp/



MHAM USNTA1—LRT 7> R (BARER)

i 5 YERKHA DERSRIR
s oo ICE?ofAML {US{ #V‘I‘i“/'\z °
. | RA N — LK - - .
B o Em PFYoaEN | BHE | e
& wem | W2 | MR ogeg)| BT
DicE e =

! M % A2 % % Elle
= (5978 201747878) 9.477 140 3.1 257.48 3.2 92.0 1.685
17 (85988 (20174887 H) 9,246 140 A1.0 254.74 A1 91.6 1,659
fE (998 (2017498 70H) 9.035 100 212 251.71 A2 91.8 1.639
B¢ (51008 (20175£108108) 9.304 100 4.1 262.24 4.2 92.4 1,654
H (51018 (2017€118 7 B) 9.339 100 1.5 264.92 1.0 92.0 1.563
1028 (2017128 7 H) 9,099 100 A21.5 261.56 A1.3 92.4 1.512
= |51038 (201818 9H) 9,152 100 1.7 265.94 1.7 91.4 1,498
{%é £1048 (20185287 H) 8.630 100 A4.6 253.83 A4.6 91.4 1,372
e 1058 (201838 7H) 8,233 100 A3.4 245.01 A3.5 91.0 1,309
% £1068 (20185 4B 9H) 8.191 100 0.7 247.46 1.0 91.3 1.297
HA %1078 (2018F 58 7 H) 8.222 100 1.6 252.98 2.2 91.9 1,282
" 551088 (2018 6 B 7 H) 8.229 100 1.3 256.89 1.5 90.7 1.262
= |210988 (20187 B 9H) 8,128 100 20.0 257.57 0.3 92.1 1,239
{% £1108 (201888 7H) 8,189 100 2.0 263.15 2.2 88.9 1,223
1E £1118 20185498 7H) 8.062 100 A0.3 262.20 204 90.5 1,204
o £1128 (2018F108 9 H) 8.138 100 2.2 268.66 2.5 92.1 1.186
HA 21138 (2018%1187H) 7.977 65 A2 266.70 20.7 90.6 1,148
T 1E1148 (20185128 7 H) 7.739 65 222 261.72 A21.9 91.5 1.089
= 51158 (201918 7H) 7.302 65 A24.8 250.34 24,3 92.7 995
% £1168 2019528 7H) 7.649 65 5.6 263.77 5.4 91.7 1.036
s £1178 201938 7H) 7,735 65 2.0 270.21 2.4 90.9 1,033
% £1188 (20195 4H88H) 7.797 65 1.6 273.98 1.4 92.4 1.026
HA £1198 (201958 7H) 7.740 65 0.1 274.17 0.1 93.0 1.016
" 581208 (201954 6B 7 H) 7.501 65 A2.2 267.44 22.5 91.8 972
e 212188 (201978 8H) 7.614 65 2.4 272.79 2.0 92.3 963
ﬁ £1228 (201988 7H) 7,363 65 A2.4 265.31 A4 92.1 915
e 1238 (2019498 9H) 7,441 65 1.9 271.45 2.3 91.2 924
o £1245 (2019F108 7 H) 7.313 65 20.8 269.90 20.6 91.6 881
HA £1258 (20191187 H) 7.467 65 3.0 277.93 3.0 93.4 885
T 181268 (20194128 9H) 7,428 65 0.3 278.31 0.1 91.0 842

(X1) BEMBOMERIDESAATT,

(E2) H77 0 REYH =T 7 REBEANETI DT, [RIEEHEALR] FRELEEREZLH LU THUET,

G£3) ICE BofAML - US - Fvv3a - RT - NAA—ILR-1>FvI2 HARN=X) LUF. KENTT—ILRE A=) EE50VE
To) (F. BERRNILAN—2 (HAT : ICE Data Indices, LLC (AFER)) ZHE(CEHNHBICABRELEZELENDTY, BH. BHELIIC
Hlc > TCREEMBEDHRZZEL CTRIEEHDRK NIANR—-XDEHZHEHOKRNILESL — N (WERZEETEESRME TH\EEL.
REH (20096 B308) =100& LTEHELTLWEYT UATEL).

(£4) ICE Data Indices, LLC ([ICE Datal). ZDBEREHRUVZNSDE=EH F51 V-3, BRXERTOVITNAZBRDT, 1> 7y
TAAVTYVIR - T—=9. RUENSICEEN. BEL. NFRETZ2—DT—9%2ZHT. BRMEXFFEDNENE L (FEAA
@J@Al"f@ﬁ\ﬂ’%z{) PINRBPLRORITZERLET . ICE Data. ZOBRB[UNIZNESDE=EY SZ1V—lF, 1TV ITA 1
TFYIR - T — 96b<(3%ﬂb®¢§ﬁ££$®1@tﬂli P, BIFUEY ETLECDOVT. RASIEBEREY IETZEaLT. 107
VIR, AVTIIR - F=IROZFNEDLTOERERG. BREZRICHVLWTRESINZLDOTHY . BSOETICHVLWTERLERE
<EDTY, ICE Data. %@F%@A?iﬁl)%ﬂb@% BTV —lE. 7Yy YT A NONeX (FZDRBE L (FH—ER
ERE. HBXIIHREITZ2HDTEHUELA WUITEL).

G£5) & (B=ZA) Ev1FRZEKLTVWET UATELC),



W2 6 v A OEHE(fER & hn DR

ICE BofAML - US - vy 1 -
% - -7 B A~ A Ak
B & X RFT—7) B & X
B M % g > N % %
= 20196 7 H 7,501 - 267.44 - 91.8
121 6 A% 7,588 1.2 269.98 1.0 91.6
Ml @ %
20197 B 8H 7,679 2.4 272.79 2.0 92.3
)
S 20197 88H 7,614 - 272.79 - 92.3
122 7 A% 7,658 0.6 273.65 0.3 91.7
Ml @ %
20198 87 H 7,428 N4 265.31 N7 92.1
B
5 20198 8 7H 7,363 - 265.31 - 92.1
123 8 A% 7,448 1.2 269.39 1.5 90.2
Ml @ %
20199 B 9H 7,506 1.9 271.45 2.3 91.2
B B
5 20199 H9H 7,441 - 271.45 - 91.2
124 9 A% 7,495 0.7 27413 1.0 92.7
Bl @
2019108 7 8 7,378 0.8 269.90 20.6 91.6
B &)
o 2019108 7 H 7,313 - 269.90 - 91.6
125 10B %k 7,525 2.9 277.69 2.9 92.6
Bl @
20191187 8 7,532 3.0 277.93 3.0 934
®H B
= 20191187 8 7,467 - 277.93 - 93.4
126] EES 7,535 0.9 279.62 0.6 92.5
TS|
2019F12H 9 H 7,493 0.3 278.31 0.1 91.0

1) BREEMERACDEEAK. BEEIHEL T,
(£2) BT 7Y REYH—T 72 REEANETOT, [RHEBEALE] GREEFZZHLTHVET,




WE12180~5126HH0ERZB 201946 88HN520194F1289H%ET)
B[RSO

(M) (fBF)
8,000 25

F121#8 75014

7,800 20 12687k © 7,428H
\ Pas
2 600 5 (E%niéﬁj B 390M)
g E = 4.3%
7,400 10 (DEEEHIREN—X)
7,200 F 15
7’000 L L L L L O
E10ME 1218 B EI03ME BI4ER BISEE B1068%
(2019.6.7) (2019.7.8) (2019.8.7) (2019.9.9)(2019.10.7) (2019.11.7) (2019.12.9)

| wmEgE (6 — PEEE (58) — HROPREEEEE (W) ---- \UFV-7 () |

1) DESHBRERLEMEAR. HEFMOIESEBRELLODEABUTHELLEDDT, 77 NEROREBNR/N T+ -V > AZRTH
DT,

(£2) PESEHRETINEDINIDVWTRBBIENTHADI-RICLWERBYET, Fio. 77> NOBAMEEIC LW EREGOREY
FJ. O T HESTOEBORRERITELEDTEHIER A

(E£3) DEEHREREMEBSLONYFT—7 (ICE BofAML-US - Fvv2a - RA - NAA—)LR - 1>Fv I (AN—2R)) (. #F
DOEEMEAICSHE TERELTWVET,

BAMIBEOF LETHER
[LAXRKBERILVBTNTT—ILREYT =T 7> K] SHEEADOEREZBEO TKE/NT 17— REIC
SEUERR. MR LR U &R 257 T. BEME DESBIRER—X) FERULFEUE,



REIRIE
OENMESTIRE REB™S
<KENAT 1 - REDHE>

——*Eﬂfffwﬁé(*ﬁhwfxw
—RKENT T RE (ER=X)

106.00;

104.00

o

N

o

s}
T

.00 !
RE] ERHAR
(2019.12.9)

CE1) KENA 1= REDEIEEIZ. ICE BofAML - US - F4va -
RLNTA=NUR - AVTFVITADZEZSEVET,

(E2) BHEBHICHI>TEEEMELOERZZE L THIEEED
[RKENT 1A=L RE CKRILR=R)| OHEZHFAL. &L
DIEBIERPAEOEZ100& LTERIELTVWET,

KENT 1 —ILREDHE. ERUE LU,

<XKRI) ./ HE50H#HE>

104.00

102.00

100.00

98.00

96.00
W] UEIEES
(2019.6.7) (2019.12.9)

CF) EREEDMEZ100& LTIEHIELTLETD,

KPEGHB(ICWT SEMRCRBMBDO TELS LS RV OBZANDEF ) 22T TNETS5HD
HYFELEN. BHNICEKTELLT —RUNAGBEZDOIC, BRACHEBLE U,
SAREEBR LY KRG BERIZELC TED ML EL,

KRILEHETEHTREEN R F U,

KPBESE KD BRE LIRS SNBBEDD Y E LA, BERHZBL TR EHBHTHE

FnEml) FE Uz,



R—RNTAVAICTDODNT
DEWASZN

[LAKRKBERLBTNSTM—IREYT =T 7> R] SHIAFOEALERESMUCHILELUIZ. B
H. BANEREECH LTI, RB\NY YV ZTLWEEATUL,

OLAKRERILEBTNAI—ILREYH =T 7R

WABBRLEERTE. BBEDLDIREBELE L. NOFIv—7X GREHES) TE. BBE%
7=z 14 M BEEFA-—N—Dx14 N, CCCHEINR7>I—T1414 MNMIUELE.

H*BRIBRLEERTIE. IXILF—. TMBEDEREZFHELE UL, NFI—THWETEF. T
PEEFELREEA—N—T T NMIUIE—H. BEZ7 =T MIUEULE,

BEOBALRIEM MR LE U,

BANEEEICKH LU TREANY VFITVWEEATLU,

YERER=R
(BTRIERELEER)
D NR
c 00% 3.7%
0.1% —— BBBULF
0.0% 2.2%
cce
13.9%
BB
34.2%
B
458%

CE1) BNRBREEG. vHF—7 7> ROAHERYICHT B
LKHaRUTWET,

GE2) #BHFES &P Moody'sD>5. &LES DS % 1A
LTWET, (FKECAFS & P (CHEHL)

GE3) BHEITMISINTVRVEIBICDOVWTIENR EFRRLTL
ES

(#A EA1105%8)
IEAZ x =& L ERNEES
%
1 | TRLF— 13.3
EST 12.8
3 [ XT47 10.9
4 [ NVRTT 105
5 |BAHM 6.4
6 |\fE 6.1
RIS 5.7
8 |®RiT—EX 4.8
9 [H—EZR 4.6
10 |®|i-70/00— 4.1
() HAALEEF. vH—T77 > RORHERYICHT DHRERL
TWET,



GREA _E£110884R)

No| w1 7e)7| mEa | eeo [BAEF xa ST
1| Faev>a DBS 7.750 [2026/07/01 B— 13| AF17 T=7hTLE - BERE
2 | CCOFR—IT1>TR 5.125 [2027/05/01 B+ 1.3 [ X717 T=7VTLE - BERE
3| RN FHEIL 6.875 12028/11/15 B— 1.2 | BfE iR
4 | TRZ 5.300 |2025/08/15| CCC+ 0.8 | B#h= SEES
5| A3 -ANILZ-HY/INZ—X | 8500 [2027/01/31 B— 0.8 [INILRT Y S
6 | A7V F =7 -T74F A | 6.125(2024/03/15| BB-— 0.7 | ERT—EX EEO0—>-1J—X
7|\ TNTAR-TS2R 7.375 12026/05/01 B 0.7 | &8 BEH—EX
8 | ExZN-ILUKNIYT 5.000 |2021/01/21| BBB— 0.7 | BFRH HEX—h—
9 | MEGIFP— 7.000 [2024/03/31 B— 0.6 | TxILF— IXLF—RE - B
10| CCOF—IT1>TR 5.750 [2026/02/15 B+ 06 | AT17 T=7VTLE - BERE

GEN) EALRE. IH—T 7 RORHERYICH T HRERLTVET,
GE2) #BFFIES &P Moody'sD>5. EWMEDDEMFFTEFRALTWET . (RECEIFS & P THEHL)




RNIFI—TEDEREICDOVWT

[LAXKERILVETNT T —ILREYS—T7 7> K] SHIEBEADIREZBL TRKE/NT 17— REM
BICREUERER. BEEMBOEER (DEEHEIREN—-X) (3. XFIY—7%03% LOZERE
B FEURE, EIC. #HBIRNSRACHESLE U

g% [BE#EMEEE N F Y —T DX (HARIEESER) ]
' (R
B FT—7
2.0 - II ----------------------------------------------------------------------
O'O 1 1 1 - 1 1
A0 frommmmmmemmeee I - oo
24.0

1218 5512281 51238, 5512481 251258, 551265
(2019.6.8 ~ (2019.7.9 ~ (2019.8.8 ~ (2019.9.10 ~ (2019.10.8 ~ (2019.11.8 ~
2019.7.8) 2019.8.7) 2019.9.9)  2019.10.7)  2019.11.7)  2019.12.9)

() BEMEBOEEREDEE B5ED) AHTT,



SicE

J— = —

SIFRERDINIE D BCE (S TE U IEINGR D EL & #kisI(CiT D <
BZEEFZEEL T, FROEHD EWVWELE UL, BH. Wani(CFTETRA 2 2INEIC DV TIE.

ERDEARAHICEDVWTCERZITVWET,

BOEREOWER (1 H0570)

EZBEL. BEMBEDOKES KLU

CE1) [BHOINE] SRV [HHEOUIEIS] (3.
—HLBVBEN B ET,

(£2) ZHnEED NEEMELE] & [HHokE @51A0) ] OFREEME OHESAA) (CHTIHET. 77 ROREERE FRG
FFo Ty NHRBIUEMEAALTVET,

CE3) HHONG] (& EEPREOEYENG| HRU [BEERE - BEOEMHEROTER (5. SHIR | HSDEICHKALLEETT .
Fio. [HHAOWNGLSY (& [DEERBEILIE] LU NRREE] HODEICRELICEETT,

StkD:ERA
HT772R

12151 512288 512348 5512487 5512587 5512647

15 201966888 | 201967898 | 2019F8E88 | 2019F9B108 | 2019410888 | 2019%11588
~2019% 7B 88 |~201948B 78 |~2019E9E 98 |~2019%108 7B|~2019611F 78|~2019F128 98

LEISETS (RIS IR 65M 65M 650 65M0 65/ 650
IEEfERAL R 0.85% 0.88% 0.87% 0.88% 0.86% 0.87%
MEAD NS 37H 27H 36/ 24 35M] 29[
LRIV LIS 28M 37H 29[ 40M 29[ 35
BDEREH D B 5 EE 931 895M 866 825M 796 761H
IERUTETTERLTWA IO INSaEGET Uiz EE [HEioEE FH5lan ] 0FEN

[LAXKERLVETNS M —ILREYS =T 7> R] OEANZSAUICHITT 2758 TI. /oo A
NEREBEICH LT BBANYIZTVLEEA.

LAXKBERILEBETNTT—ILREYS—T7 >R
KENT M=) REZFEREWRE L. ERMEOHREZTELENEDRERZEIBLET,
FEEMICTBRESNZINA. RELEESEBRARBRERZF DLEZELN

SIE RS EMSEDHT -

EET]

(CHE L. POEGHNERICEDDEICINII—2ZEBRLTSUET,



W 1 503572 OERRAHE

1214~51 261
15E q%?@&%%%a) RBEOBE
278 tr
(a) SEEEREN 58M 0.774% | (a) 1SEEERM = OFHE%E(MER X (S5EERMER
HAth () TR AR (37, 500/ T
(BESH) (33) | (0.443) |BESHSHE. EXHMEOER. ERBSESSBREDEN. B
OB LSO
(BRs=ett) (23) | (0.304) |Brmaitsid. BAROEREH. SHERBREBSSEREORM.
OERTO 7 7 > ROBBEOTIE
(SFEEA) (2) | (0027) |BHausid. BRHEORE - BB, BESHHSDEREROET
E30¥ i
(b) FEEZFEFHH 0 0.000 (b) FEERFTFHH =BPOFTERTFHE ~ PO EHEOHN
SEETIANNL. A S EOSE ORI R T 5
(#=0) (0 (0.000)
(c) BMEIZsELE 1% 0 0.000 (c) BfMEESEG 1% =Hich DB MEEZFELS [#7 +~ Bl DR EtE 13
SRR IR, SMIEEOBE| OEERET 3ME /BT 3Hi%
(#%=0) (0 (0.000)
(d) ZOHERR 3 | 0042 | (d) Z0tEA=B00ZOMER - PO LS mErs
G ) (2) | 002 |REBRE. AECOBENRESICET 28
(EsarERF) (0 | (0002) |“EBAE. EEENECHILST7 Y ROEEICHH DB
(ZDH) (1) | 0014 | z0iE. EEEEONEICEY 3HEES
a3t 61 0816

CE1) BPOER (HBERZEON D2 EDIHERSEEST) (3B - BNICK > TEHEONICEEN' S Bt BEEICKVEHULERT
T BPH. TERTFHN. BMESEE HSLUZOMERE. CO7 7> RAEANTVRYY =T 7> RAXIASTZRED S5, <
D77 RICHBT2EDEZHET

(f2) EEMEBEECEICARBEUEAALTHUET,

(CE3) HEERE 1 A0HLY)DZENETNOEBRASE] 2 AP0 THEEMEBRTHRUTI00ZRLIZENDTT,



(BEFH)

SR EX
SRR DER - BER(CHH D IeBERDFEERZE iR O IIREE IR OFOEREMER (10

Hich)) ZRUEHTRUCHERER (FX) (31.61% T,
ZDER

0.08% \
ERSEER
(sE=th)
0.05%
ERSEEH EREEEH
(BRFt=tt) &iESH)
0.60% 0.87%

CE1) 1 BOSEY) OBERBRBICSVWTRVWCREACIUEHLIEENDTT,
(£2) BBAGE. RAELT. BEFHE. TEREFERSJOEMIESIGIRESAET A

(E3) BHEEE. FRRELEETY,
(0X4) LEORRFHTEHLIZEDTT . CDieth. CNSDERHKETESETHY . ERICRELCBRADEEREEGUET,



BRI EEESHIISNRTE. BT 20196 88HHA52019%F1289H%T)
= 121 =13 = = 126 A
= i 7 #
O X & = O £ =
FO M FO FM
LAXBERLVETNTA—IREYH-T7 R — — 59,350 186,340

BHIVEE IO IIEARIVHEREEIC T 23S

F£121 8 ~5 126 M

H B LAKERLECNT T REYT—J 7 VR
QB B 0O % = = B = & 1.773.335FH
PEEEEE DN EE RN 573.465FH
(C) 5E =5 = t (@) (b) 3.09

G (b)IFEARDEAKRKBHEEERD T T,

BFEBERAEDEE RS 2019F6 8881/ 52019F12898%T)

HAPOFIBBERAE DEG IFEH ) T A

CF) FIBEFRALE. REGFERUREEANCHTZEESRE 1 BICRESNDFEBEHRATT,

WEABEDHHE
PIREETES
£ 20(ERRERR 21 {ERERE
O B O 5 M =
FO FO M
LAXERILBTINA AL REIH-—T 7R 318,474 259,123 829,842




B EEENMEZFDRE

3B3EECBRILES L,

WiZE (ST EDIBR 20194128 9 BIRfE
221 {ERIE
= = G H %
A %
LAXEBRILIBTNAA—-ILREYH T 7R 829,842 96.3
aJ — ) o — > % D fth 32,032 3.7
& = = 5t 81 E fiy ! 861,875 100.0

CE1) FHBEEDBRMRBEENETTHI ET. Bld. IERE2MUEWEAALTVET,

0x2)
EE

HEREE,
L=k

(£3)

BEE. 8F. TA8HJUBEMADKR

HIRD L AKRBRILVETNT A — L RMEYH =T 7 > NONEREE DR EFTEMEREICT T HHEE.

122,805,531FM. 98.9%T

HRDOE T Z DA EDONESBETERBOMPEBICKUBEBRELIZENDTY . BH. 2019F12B 9HICH T HHEHRE
17075 - R)L=108.60HTT,

01927588, (19E8E7B). (Q019F9AIB). (UI9FI0A7E). (UI9FIIA7E). (0I1%E12A9B)EE

= E BI2UE | BI2OWGE | BI23WGE | BI24MEE | BI2SHEE | S126ME
W& B| 973459243M 928152410M 934356038M| 893942814W| 895452,188%| 861875008H
J— )b - O—>%| 5979508 | 1969230 | 7966080 72376 | 11082480 | 1533289
LABIMBOVCLER | 958430645 | 907433180 | 920179958 | 874720438 | 884369708 | 829842112

£ A ®| 9040000 | 18750000 | 6210000 | 18500000 - | 16700000
®& | 9480409 | 12333537 | 9767559 | 12011808 | 9819058 | 19597820
KA E S R E| 829495 | 8084341 BOT6717 | 7838397 | 7709489 | 7370013

K OB oK 2 - | 309714 31123 | 3108080 943109 | 11053225

K ih fE S W M| 1247773 | 1086508 | 1256557 | 1062673 | 1163551 71,656
N TR 12 1 13 - - -

Z O ftt ok th B 3129 2973 3149 2658 2909 2926
(Cff & B # #(A—B)| 963978834 | 915818873 | 924508479 | 881931006 | 885633130 | 842277188
7 & | 1266076061 | 1243744905 | 1242571948 | 1205907340 | 1186075310 | 1133848259
WM R R A | 4302007307 | A327926032 | 4317983469 | A33976334 | 2300442180 | 4291571071
D # #& # O %] 12660761610] 12437449050| 12425719480 12059073400 1,186,0753100] 11338482590
1 O ) EEEH(C /D) 7614 7,363 74418 7313 7,467 7426

(0F) H1208KRICH T DITALEES1,296,572,296H . SEMHEIR (B1218~551268]) DICHITBBIRETAL(E41,643,689M. EFFHIIT

A&A(3204,367,7264TI,



WS DR

[ B 201966888 ] [ B 201967898 } [ B 201968R88 } [Q 2019&9%108] [ﬁ 20W9E1OHBEI] [E 2019&11%88]

F 201987888 ILE 201948878 1L £ 201969898 1 LE 20196108 7 8 LE 2019118781 L E 201912898
] B 512158 551228 551238 5512488 551258 551265

A 5 F I &= A336H A293M A390M A226M A178H 22520
g B M = - - - 1 1 6
X o FM OB A336 A293 A390 A227 A179 A258
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SEUE) = S5 (T AUn - KL H
UC HOLDINGS INC 399.41 399.41 449 48,797 | BEIEESR
GIBSON BRANDS INC 105.62 105.62 1,201 130,475 | it - 7/ - BIRE
REMINGTON OUTDOOR CO INC 292.16 - - — | fiIZE5E - BAE
99 CENTS ONLY STORES COMMON UNITS —1241,108.66 241 26,184 | EEF9/\55 1)
99 CENTS ONLY STORES A PFD — | 24,593.08 24 2,670 | EF9/\5E V)
99 CENTS ONLY STORES B PFD —| 98,372.33 98 10,683 | E2F9/\5E V)
WELLS FARGO & CO PFD 7.5 - 20 2,913 316,401 | $R1T
POST HOLDINGS INC 193.89 - - - | B&@
STANLEY BLACK & DECKER INC PFD 5.375 128 = - — | B
DANAHER CORP PFD 4.75 18.13 - - — I NIRRT 7#Es - A&
AQUA AMERICA INC PFD 6 - 295.5 1,795 194,954 | K&
& =t w ¥ - T 1,137.21 | 364,894.6 6,723 730,167
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CE1) HEMBEEEAL. FROFHZ HHEDONEZESTEESOMEBICLUBERELLHDTT,

(X2) < >R HIROMEEERERICN T 2E5BERIRAFHEERDLLETT,

(E3) LEADBAKRBIUIBTTHIET, BF. I BRE2MUEMWEAALTVET, BH. G5t BAADOBERTELRVGEN G &
ER
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% i N - ¥ m B
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T XA TE TE | ToAUD - R e
REMINGTON OUTDOOR WT 29,462 29,462 0.29462 31
& =t SIS - & 29,462 29,462 0.29462 31
=B # O H<tiE> 18447 1 %47 — <0.0%>
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(FXU%) FrXUH - R FrAUD - R 4
PATRICK INDUSTRIES INC 1.0 02/01/23 1,409 1,346 146,279
GUIDEWIRE SOFTWARE INC 1.25 03/15/25 1,475 1,819 197,623
TELADOC HEALTH INC 1.375 05/15/25 1,013 1,666 181,027
NEUROCRINE BIOSCIENCES 2.25 05/15/24 1,950 3,197 347,235
NOVELLUS SYSTEMS INC 2.625 05/15/41 208 1,739 188,867
DEXCOM INC 0.75 05/15/22 2,016 4,600 499,588
FIVE9Q INC 0.125 05/01/23 1,000 1,704 185,085
PROS HOLDINGS INC 1.0 05/15/24 1,251 1,440 156,447
TESLA INC 2.0 05/15/24 1,795 2,301 249,982
NEVRO CORP 1.75 06/01/21 1,536 2,042 221,791
GDS HOLDINGS LIMITED 2.0 06/01/25 1,500 1,688 183,363
ENPHASE ENERGY INC 1.0 06/01/24 3,430 4,945 537,105
REPLIGEN CORP 0.375 07/15/24 1,739 1,865 202,621
DHT HOLDINGS INC 4.5 08/15/21 1,812 2,333 253,462
DOCUSIGN INC 0.5 09/15/23 3,209 4,034 438,162
INSULET CORPORATION 1.375 11/15/24 1,430 2,915 316,621
AEROJET ROCKETDYNE HLDG 2.25 12/15/23 1,174 2,083 226,285
TERADYNE INC 1.25 12/15/23 1,443 2,985 324,195
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NEREE | BERBTE N Y = 28D E 2 FRH
F7A)A - RAF7XUH - R FH % % % % %
7 XN 1,024,336 1,040,053 | 112,949,761 92.4 86.4 725 18.9 1.0
FMH
=] B - —1112,949,761 924 86.4 725 18.9 1.0
(1) BEMBEEEI. HEROFKEZHOHPEDONEZBETERSEDMEICLUBERBELZEHDTT,
(GE2) ARG, HROMEERLECH T D5HIBEDLELETH ) . NERE 2 (I ZMEAALTVWET,
GE3) FEEMAHRICDOVTIE. BBBUTICSHTERLTVET,
(B) {@RE2RBET
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= £ x
= " " i Z -
1|2R B =
f&58 Fl== REEEEE I - BEEAH
(FZAUH) % | F7AUR R [ F7AUN - RIL FH
UKRAINE 7.375 09/25/32 & 5t #| 7.3750 1,100 1,116 121,238 | 2032/09/25
PROVINCE OF NEUQUEN 7.5 04/27/25 A EEES |  7.5000 1,773 1,245 135,264 | 2025/04/27
CEMIG GERACAO E TRANSM 9.25 12/05/24 |y /5 & 5F%| 9.2500 1,498 1,720 186,814 | 2024/12/05
RIO OIL FINANCE TRUST 8.2 04/06/28 % OfE % | 8.2000 3,813 4,376 475,318 | 2028/04/06
GREENKO SOLAR MAURITIUS 5.95 07/29/26 |4 %% f& #| 5.9500 1,544 1,556 169,038 | 2026/07/29
MCLAREN FINANCE PLC 5.75 08/01/22 ¥ % fE % | 5.7500 4,393 4,242 460,692 | 2022/08/01
CITGO HOLDING INC 9.25 08/01/24 B OBEOfE %|  9.2500 2,428 2,561 278,183 | 2024/08/01
HAWAIIAN AIRLINES 13-1B 4.95 01/15/22 # & | 4.9500 1,882 1,912 207.680 | 2022/01/15
CENTENE CORP 4.75 01/15/25 # & #| 47500 1,721 1,785 193,907 | 2025/01/15
MEG ENERGY CORP 6.5 01/15/25 #* & #| 6.5000 1,080 1,125 122,271 2025/01/15
UNITED RENTALS NORTH AM 4.875 01/15/28 |# & 3 4.8750 5,643 5,891 639,809 | 2028/01/15
OWENS CORNING 4.4 01/30/48 it & #H|  4.4000 1.314 1,240 134,697 | 2048/01/30
KERNEL HOLDING SA 8.75 01/31/22 # & | 87500 1,295 1,374 149,302 | 2022/01/31
RITCHIE BROS AUCTIONEERS 5.375 01/15/25 |# f& #| 5.3750 1,727 1,802 195,755 | 2025/01/15
TERRAFORM POWER OPERATIN 5.0 01/31/28 |# & #| 5.0000 441 459 49,919 | 2028/01/31
CNTL AMR BOTTLING CORP 5.7501/31/27 |# & #| 5.7500 2,218 2,335 253,606 | 2027/01/31
SIMMONS FOODS INC 7.75 01/15/24 # & | 7.7500 1,249 1,349 146,549 | 2024/01/15
CENTENNIAL RESOURCE PROD 5.375 01/15/26 |# & #| 5.3750 2,557 2,423 263,207 | 2026/01/15
ENDEAVOR ENERGY RESOURCE 5.5 01/30/26 |# f& % | 5.5000 1,548 1,590 172,706 | 2026/01/30
QUICKEN LOANS INC 5.25 01/15/28 # & | 52500 1,229 1,274 138,450 | 2028/01/15
PENN NATIONAL GAMING INC 5.625 01/15/27 |# f& #| 5.6250 3,542 3,702 402,104 | 2027/01/15
CHURCHILL DOWNS INC 4.75 01/15/28 # & | 4.7500 3,593 3,709 402,812 | 2028/01/15
GENERAL ELECTRIC CO 01/21/21 #t & | 5.0000 7,645 7.428 806,709 | 2021/01/21
YINGDE GASES INVSTMT LTD 6.25 01/19/23 [# & | 6.2500 2,638 2,731 296,615 | 2023/01/19
ITRON INC 5.0 01/15/26 # & | 5.0000 2,354 2,437 264,680 | 2026/01/15
BAUSCH HEALTH AMERICAS 8.5 01/31/27 * & #F| 8.5000 7,793 8,927 969,480 | 2027/01/31
SM ENERGY CO 6.625 01/15/27 # & #H| 66250 4,463 4,028 437,511 | 2027/01/15
BRF SA 4.875 01/24/30 #H & % 48750 1,883 1,879 204,086 | 2030/01/24
RUMO LUXEMBOURG SARL 5.875 01/18/25 |+ f& #| 5.8750 2,283 2,429 263,842 | 2025/01/18
MEDNAX INC 6.25 01/15/27 # & #H| 6.2500 1,657 1,704 185,128 | 2027/01/15
REDE D'OR FINANCE SARL 4.95 01/17/28 # & % | 49500 2,891 2,959 321,452 | 2028/01/17
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(FZXUA) % | F7A)H R | F7A)H - RIb M
COVANTA HOLDING CORP 6.0 01/01/27 # & 35| 6.0000 1,266 1,335 145,001 | 2027/01/01
TERRAFORM POWER OPERATIN 4.75 01/15/30 |# f& 35 4.7500 2,259 2,284 248,081 | 2030/01/15
CALPINE CORP 5.75 01/15/25 & = 5.7500 4,998 5,147 559,055 | 2025/01/15
TEXAS CAPITAL BANK NA 5.25 01/31/26 t E 5.2500 1.611 1,690 183,561 | 2026/01/31
NRG ENERGY INC 5.75 01/15/28 t ' F 5.7500 1,236 1,345 146,127 | 2028/01/15
HILTON DOMESTIC OPERATIN 4.875 01/15/30 |# f& 2% 4.8750 1,124 1,199 130,284 | 2030/01/15
LAREDO PETROLEUM INC 5.625 01/15/22 t ' F 5.6250 1,815 1,702 184,851 | 2022/01/15
PULTEGROUP INC 5.0 01/15/27 #H & F 5.0000 2,387 2,607 283,160 | 2027/01/15
SOUTHWESTERN ENERGY CO 01/23/25 #t B F 6.2000 1,329 1,129 122,678 | 2025/01/23
ZIGGO BV 5.5 01/15/27 #Ht B = 5.5000 3,692 3,931 426,941 | 2027/01/15
MINERVA LUXEMBOURG SA 5.875 01/19/28 |# & 35 5.8750 1,220 1,246 135,354 | 2028/01/19
ARCONIC INC 6.75 01/15/28 & = 6.7500 2,049 2,375 257,937 | 2028/01/15
ENDEAVOR ENERGY RESOURCE 5.75 01/30/28 |# f& 25 5.7500 1,277 1,341 145,640 | 2028/01/30
INTESA SANPAOLO SPA 5.71 01/15/26 & = 5.7100 3,744 4,006 435,107 | 2026/01/15
UNITED AIRLINES HOLDINGS 4.875 01/15/25 |# & 2% 4.8750 3,020 3,194 346,966 | 2025/01/15
T-MOBILE USA INC 6.5 01/15/26 t E 6.5000 1,037 1,113 120,920 | 2026/01/15
TENET HEALTHCARE CORP 4.875 01/01/26 |# & 25 4.8750 1,619 1,689 183,515| 2026/01/01
ENVIVA PARTNERS LP/FIN C 6.5 01/15/26 t ' F 6.5000 1,699 1,766 191,891 | 2026/01/15
TOLL BROS FINANCE CORP 4.35 02/15/28 t ' F 4.3500 3,244 3,395 368,714 | 2028/02/15
TRANSOCEAN POSEIDON LTD 6.875 02/01/27 |# & 35 6.8750 4,944 5,079 551,588 | 2027/02/01
HESS CORP 5.6 02/15/41 #Ht B = 5.6000 993 1,123 121,989 | 2041/02/15
JACOBS ENTERTAINMENT INC 7.875 02/01/24 |#t & 35 7.8750 1,061 1.127 122,473 | 2024/02/01
HILL-ROM HOLDINGS INC 5.0 02/15/25 #Ht B 5.0000 1,096 1,143 124,133 | 2025/02/15
CSC HOLDINGS LLC 6.5 02/01/29 # & 2| 65000 428 480 52,147 | 2029/02/01
IRB HOLDING CORP 6.75 02/15/26 & = 6.7500 3,714 3,910 424,655 | 2026/02/15
ALTICE FRANCE SA 8.125 02/01/27 £ & = 8.1250 4,058 4,509 489,715 | 2027/02/01
MICRON TECHNOLOGY INC 5.327 02/06/29 |# f& 25| 5.3270 2,518 2,842 308,745 | 2029/02/06
BERRY PETROLEUM CO LLC 7.0 02/15/26 £ & = 7.0000 2,563 2,217 240,862 | 2026/02/15
TENET HEALTHCARE CORP 6.25 02/01/27 t ' F 6.2500 3,537 3,811 413,887 | 2027/02/01
VOC ESCROW LTD 5.0 02/15/28 t ' F 5.0000 3,155 3,309 359,397 | 2028/02/15
INDIGO NATURAL RES LLC 6.875 02/15/26 |# f& 2 6.8750 2,261 2,029 220,370 | 2026/02/15
SYNOVUS FINANCIAL CORP 02/07/29 # & F 5.9000 2,940 3,154 342,599 | 2029/02/07
ALGECO GLOBAL FINANCE 8.0 02/15/23 #t B F 8.0000 1,422 1,382 150,180 | 2023/02/15
SINCLAIR TELEVISION GROU 5.125 02/15/27 |# & 35 5.1250 5,609 5,652 613,844 | 2027/02/15
ACRISURE LLC / FIN INC 8.125 02/15/24 i | #H| 81250 1714 1,847 200,682 | 2024/02/15
KOPPERS INC 6.0 02/15/25 # & 35| 6.0000 1,885 1,933 209,954 | 2025/02/15
TARGA RESOURCES PARTNERS 5.375 02/01/27 |# f& 35| 5.3750 3,049 3,120 338,926 | 2027/02/01
HCA INC 5.875 02/01/29 # & 3| 58750 2,142 2,462 267,456 | 2029/02/01
RADIATE HOLDCO / FINANCE 6.625 02/15/25 |# f& 2% 6.6250 3,368 3.411 370,488 | 2025/02/15
OCEANEERING INTL INC 6.0 02/01/28 # & 3| 6.0000 2,490 2,297 249,550 | 2028/02/01
WASTE PRO USA INC 5.5 02/15/26 #ft E = 5.5000 2,743 2,838 308,263 | 2026/02/15
INGEVITY CORP 4.5 02/01/26 t & F 4.5000 3,721 3,759 408,282 | 2026/02/01
WESTERN DIGITAL CORP 4.75 02/15/26 o E = 4.7500 4,303 4,445 482,832 | 2026/02/15
MASONITE INTERNATIONAL C 5375 02/01/28 |# & 35 5.3750 1,890 2,012 218,559 | 2028/02/01
CLEAR CHANNEL WORLDWIDE 9.25 02/15/24 |#= & 25 9.2500 987 1,090 118,442 | 2024/02/15
JBS USA LUX/JBS USA FIN 6.75 02/15/28 #£ & 2| 6.7500 5,107 5613 609,587 | 2028/02/15
ACADIA HEALTHCARE CO INC 5.625 02/15/23 |# & 35 5.6250 1,319 1,345 146,106 | 2023/02/15
ENCOMPASS HEALTH CORP 4.5 02/01/28 & = 4.5000 1,339 1,374 149,258 | 2028/02/01
INSTALLED BUILDING PRODU 5.75 02/01/28 |# f& 25 5.7500 1,453 1,536 166,814 | 2028/02/01
WEEKLEY HOMES LLC/ FINAN 6.0 02/01/23 |# f& 35 6.0000 1.241 1,243 135,026 | 2023/02/01
STENA AB 7.0 02/01/24 # B F 7.0000 1,528 1,574 170,987 | 2024/02/01
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CCO HLDGS LLC/CAP CORP 5.75 02/15/26  |# f& | 5.7500 6,558 6,933 753,023 | 2026/02/15
UNIVISION COMMUNICATIONS 5.125 02/15/25 |# f& 2% 5.1250 1,216 1,179 128,069 | 2025/02/15
TOLL BROS FINANCE CORP 4.875 03/15/27 |# f& 25 4.8750 1,708 1,853 201,319 | 2027/03/15
CF INDUSTRIES INC 5.15 03/15/34 #f & = 5.1500 3,908 4,328 470,108 | 2034/03/15
MACQUARIE BANK LONDON 03/08/27 t E 6.1250 2,966 3,065 332,865 | 2027/03/08
GATEWAY CASINOS & ENTERT 8.25 03/01/24 |#t & 25 8.2500 1,938 1,978 214,851 | 2024/03/01
POST HOLDINGS INC 5.5 03/01/25 t E F 5.5000 1,224 1,282 139,240 | 2025/03/01
CHENIERE CORP CHRISTIHD 5.875 03/31/25 |# f{& 2| 5.8750 2,793 3,130 340,021 | 2025/03/31
QEP RESOURCES INC 5.625 03/01/26 # & 2| 56250 1,220 1,114 121,067 | 2026/03/01
SPRINT CORP 7.625 03/01/26 #Ht B = 7.6250 5,932 6,454 701,002 | 2026/03/01
NEW ENTERPRISE STONE & L 6.25 03/15/26 |# & 25| 6.2500 1,384 1,458 158,389 | 2026/03/15
AMERICAN WOODMARK CORP 4.875 03/15/26 |# f& 35 4.8750 1,852 1,894 205,722 | 2026/03/15
CCO HLDGS LLC/CAP CORP 4.75 03/01/30 |# & 2| 4.7500 2,296 2,344 254,639 | 2030/03/01
ROCKPOINT GAS STORAGE CA 7.0 03/31/23 |+ & 2| 7.0000 1,120 1,106 120,162 | 2023/03/31
TERRAFORM GLOBAL OPERATI 6.125 03/01/26 |# f& 25 6.1250 1,801 1,864 202,502 | 2026/03/01
TULLOW OIL PLC 7.0 03/01/25 # & 3| 7.0000 2,219 2,210 240,017 | 2025/03/01
LIVE NATION ENTERTAINMEN 5.625 03/15/26 |# & 2% 5.6250 1,072 1,144 124,317 | 2026/03/15
BALL CORP 4.875 03/15/26 t & F 4.8750 2,455 2,676 290,655 | 2026/03/15
AES CORP/THE 4.5 03/15/23 t & F 4.5000 924 948 102,971 | 2023/03/15
SPRINGLEAF FINANCE CORP 6.125 03/15/24 |# & 35 6.1250 6,947 7,650 830,824 | 2024/03/15
SONIC AUTOMOTIVE INC 6.125 03/15/27 #Ht B 6.1250 1,340 1,397 151,759 | 2027/03/15
CIT GROUP INC 6.125 03/09/28 £ & F| 6.1250 3,471 4,088 443,990 | 2028/03/09
CIT GROUP INC 5.25 03/07/25 | #H| 5.2500 1,052 1,157 125,670 | 2025/03/07
LATAM FINANCE LTD 7.0 03/01/26 & = 7.0000 1,139 1,225 133,142 | 2026/03/01
FREEPORT-MCMORAN INC 3.875 03/15/23 |# & 25| 3.8750 6,609 6,752 733,369 | 2023/03/15
WILLIAM CARTER 5.625 03/15/27 i & = 5.6250 2,290 2,472 268,545 | 2027/03/15
TRANSDIGM INC 6.25 03/15/26 # & 3| 6.2500 3,140 3,393 368,534 | 2026/03/15
SUMMIT MATERIALS LLC/FIN 6.5 03/15/27 |# & 325 6.5000 1,727 1,865 202,621 | 2027/03/15
RADIAN GROUP INC 4.875 03/15/27 #ft E = 4.8750 3,032 3,204 348,006 | 2027/03/15
SINCLAIR TELEVISION GROU 5.875 03/15/26 |# & 2 5.8750 536 560 60,849 | 2026/03/15
BBA US HOLDINGS INC 4.0 03/01/28 t ' F 4.0000 2,731 2,737 297,328 | 2028/03/01
WYNN LAS VEGAS LLC/CORP 5.5 03/01/25 |# & 35 5.5000 1,644 1,752 190,354 | 2025/03/01
MEG ENERGY CORP 7.0 03/31/24 #t B 7.0000 7113 7,032 763,781 | 2024/03/31
GRIFFON CORPORATION 5.25 03/01/22 # FE 5.2500 1.111 1,120 121,709 | 2022/03/01
OASIS PETROLEUM INC 6.875 03/15/22 # FE 6.8750 1,258 1,179 128,080 | 2022/03/15
COGENT COMMUNICATIONS GR 5.375 03/01/22 |# & 25 5.3750 3,036 3,181 345,473 1 2022/03/01
NAVIENT CORP 6.125 03/25/24 & = 6.1250 5,045 5,473 594,457 | 2024/03/25
WYNDHAM WORLDWIDE 04/01/27 i & = 5.7500 974 1,059 115,068 | 2027/04/01
AFREN PLC 09/30/19 # & 3| 0.0000 1,951 16 1,784 | 2020/03/31
NEWELL BRANDS INC 04/01/36 #f & = 5.3750 2,162 2,287 248,378 | 2036/04/01
NETFLIX INC 4.875 04/15/28 t & F 4.8750 6,083 6,318 686,229 | 2028/04/15
MAUSER PACKAGING SOLUT 7.25 04/15/25 |# & 25 7.2500 3,024 2,908 315,894 | 2025/04/15
COTY INC 6.5 04/15/26 t & F 6.5000 2,521 2,621 284,738 | 2026/04/15
HUNTINGTON BANCSHARES 04/15/23 H & 5.7000 2,096 2,176 236,351 | 2023/04/15
CHOBANI LLC/FINANCE CORP 7.5 04/15/25 |# f& 25 7.5000 2,733 2,596 281,966 | 2025/04/15
CORNERSTONE BUILDING 8.0 04/15/26 #t B 8.0000 1,212 1,244 135,117 | 2026/04/15
OCINV 6.625 04/15/23 #Ht & = 6.6250 1,056 1,104 119,956 | 2023/04/15
GCP APPLIED TECHNOLOGIES 5.5 04/15/26 |# & 325 5.5000 1,693 1,757 190,818 | 2026/04/15
RAIN CIl CARBON LLC/CII 7.25 04/01/25 & = 7.2500 1,283 1,244 135,152 | 2025/04/01
TARGA RESOURCES PARTNERS 5.875 04/15/26 |# f& 25 5.8750 2,182 2,311 251,030 | 2026/04/15
ASTON MARTIN CAPITALHOL 6.5 04/15/22 |+ & 35 6.5000 2,710 2,547 276,647 | 2022/04/15
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BUENA VISTA GAMING AUTH 13.0 04/01/23 |# & 25| 13.0000 2,462 2,530 274,836 | 2023/04/01
WYNDHAM HOTELS & RESORTS 5.375 04/15/26 |# f& 25 5.3750 1,396 1,479 160,676 | 2026/04/15
HCA INC 8.36 04/15/24 # & | 83600 3,695 4,406 478,522 | 2024/04/15
MHP LUX SA 6.95 04/03/26 & = 6.9500 1,664 1,707 185,445 | 2026/04/03
NVA HOLDINGS 6.875 04/01/26 t E F 6.8750 1,447 1,575 171,130| 2026/04/01
JB POINDEXTER & CO INC 7.125 04/15/26 |+ & 2 7.1250 2,552 2,689 292,070 | 2026/04/15
AMERICAN AXLE & MFG INC 6.5 04/01/27 #Ht E = 6.5000 1,922 1,931 209,772 | 2027/04/01
CSI COMPRESSCO LP/FINANC 7.5 04/01/25 |# & 2 7.5000 1,999 1,909 207,412 | 2025/04/01
AERCAP IRELAND CAP/GLOBA 4.45 04/03/26 |t & 35 4.4500 1,101 1,181 128,264 | 2026/04/03
TELFON CELUAR DEL PARAGU 5.875 04/15/27 |#t & 35 5.8750 1,246 1,333 144,834 | 2027/04/15
VIASAT INC 5.625 04/15/27 # O #%| 56250 3.583 3.833 416,282 | 2027/04/15
DPL INC 4.35 04/15/29 T ' 4.3500 1,246 1.177 127,888 | 2029/04/15
SURGERY CENTER HOLDINGS 10.0 04/15/27 |# f& 2| 10.0000 2,331 2,506 272,220 | 2027/04/15
NORBORD INC 6.25 04/15/23 t ' 6.2500 1,228 1,314 142,751 | 2023/04/15
ARCHROCK PARTNERS LP/FIN 6.875 04/01/27 |# f& 25 6.8750 1,693 1,760 191,236 | 2027/04/01
DIEBOLD NIXDORF INC 8.5 04/15/24 & = 8.5000 1,974 1,654 179,629 | 2024/04/15
FREEDOM MORTGAGE CORP 8.25 04/15/25 |# & 2% 8.2500 1,608 1,579 171,571 | 2025/04/15
GEO GROUP INC/THE 6.0 04/15/26 ft E = 6.0000 2,606 2,065 224,293 | 2026/04/15
CSC HOLDINGS LLC 5.5 04/15/27 t ' F 5.5000 4,638 4,982 541,137 | 2027/04/15
SHEA HOMES LP/FNDG CP 6.125 04/01/25 |# & 35 6.1250 2,845 2,959 321,453 | 2025/04/01
CSN RESOURCES SA 7.625 04/17/26 # FE 7.6250 2,442 2,521 273,789 | 2026/04/17
CENTENNIAL RESOURCE PROD 6.875 04/01/27 | & 25 6.8750 1,866 1,823 198,052 | 2027/04/01
VERISIGN INC 5.25 04/01/25 # f #%| 52500 1436 1,582 171,835 | 2025/04/01
TITAN ACQ/CO-BORROWER 7.75 04/15/26 |# & 35 7.7500 2,665 2,544 276,343 | 2026/04/15
GCILLC 6.875 04/15/25 # & 2| 68750 2,040 2,133 231,698 | 2025/04/15
TRONOX INC 6.5 04/15/26 £ & = 6.5000 1,174 1,193 129,571 | 2026/04/15
BAUSCH HEALTH COS INC 6.125 04/15/25 |# f& 2% 6.1250 1,167 1,218 132,375| 2025/04/15
GOLAR LNG PARTNERS LP 05/18/21 £ & = 8.1598 2,000 1,980 215,032 2021/05/18
BOOZ ALLEN HAMILTON INC 5.125 05/01/25 |# f& 2% 5.1250 1,084 1,119 121,597 | 2025/05/01
HADRIAN MERGER SUB 8.5 05/01/26 t ' F 8.5000 2,396 2,426 263,548 | 2026/05/01
CCO HLDGS LLC/CAP CORP 5.125 05/01/27 |# & 2 5.1250 13,394 14,197 1,541,841 | 2027/05/01
MONG DUONG FIN HLDGS BV 5.125 05/07/29 |# & 35 5.1250 1,756 1,796 195,144 | 2029/05/07
MGM GROWTH/MGM FINANCE 5.625 05/01/24 |#t & 35 5.6250 1,341 1,464 159,030 | 2024/05/01
CARDTRONICS INC / USA 5.5 05/01/25 #Ht B = 5.5000 2,140 2,215 240,634 | 2025/05/01
XPO CNW INC 6.7 05/01/34 # OE 6.7000 1,743 1,757 190,846 | 2034/05/01
TOPBUILD CORP 5.625 05/01/26 & = 5.6250 2,441 2,563 278,439 | 2026/05/01
PULTE GROUP INC 6.375 05/15/33 #£ & 3| 63750 2,427 2,823 306,592 | 2033/05/15
ASHLAND LLC 6.875 05/15/43 & = 6.8750 1,971 2,258 245,288 | 2043/05/15
BACARDI LTD 5.3 05/15/48 #f & = 5.3000 1,013 1,136 123,460 | 2048/05/15
SUGAR HSP GMNG PROP/FIN 5.875 05/15/25 |# & 325 5.8750 1,958 1,958 212,727 | 2025/05/15
OASIS PETROLEUM INC 6.25 05/01/26 #ft E = 6.2500 3,874 2,818 306,081 | 2026/05/01
HECLA MINING CO 6.875 05/01/21 t E F 6.8750 1,636 1,630 177,069 | 2021/05/01
EW SCRIPPS CO 5.125 05/15/25 t & F 5.1250 4,192 4,261 462,837 | 2025/05/15
FAIR ISAAC CORP 5.25 05/15/26 # & 2| 5.2500 1,741 1,904 206,863 | 2026/05/15
BARMINCO FINANCE PTY LTD 6.625 05/15/22 |# & 25 6.6250 2,376 2,442 265,258 | 2022/05/15
MURPHY OIL USA INC 5.625 05/01/27 # FE 5.6250 1,312 1,404 152,527 | 2027/05/01
GREAT LAKES DREDGE&DOCK 8.0 05/15/22 |3 f& #| 8.0000 1,905 2,027 220,152 | 2022/05/15
HUB INTERNATIONAL LTD 7.0 05/01/26 # & 2| 7.0000 3,203 3,339 362,637 | 2026/05/01
QEP RESOURCES INC 5.25 05/01/23 #£ & 35| 5.2500 2,119 2,044 222,069 | 2023/05/01
UNIVISION COMMUNICATIONS 5.125 05/15/23 |# & 2% 5.1250 2,173 2,156 234,217 | 2023/05/15
GRAY TELEVISION INC 7.0 05/15/27 i & 35 7.0000 2,362 2,622 284,775 2027/05/15
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TENET HEALTHCARE CORP 5.125 05/01/25 |# f& 35 5.1250 2,853 2,959 321,392 | 2025/05/01
APERGY CORP 6.375 05/01/26 # & 3| 63750 3,317 3,301 358,550 | 2026/05/01
JAGGED PEAK ENERGY LLC 5.875 05/01/26 |# f& 25 5.8750 5,272 5,363 582,485 | 2026/05/01
ORTHO-CLINICAL INC/SA 6.625 05/15/22 # & 3| 6.6250 1,863 1,860 202,004 | 2022/05/15
LBC TANK TERMINAL HLDING 6.875 05/15/23 |# & 2% 6.8750 1,485 1,504 163,353 | 2023/05/15
BOYNE USA INC 7.25 05/01/25 t ' F 7.2500 1,144 1,243 135,005 | 2025/05/01
ALTICE FINANCING SA 7.5 05/15/26 t & F 7.5000 2,630 2,820 306,332 | 2026/05/15
ALTICE LUXEMBOURG SA 10.5 05/15/27 #£ & 2| 10.5000 1,891 2,141 232,578 | 2027/05/15
EXTERRAN NRG SOLUTIONS/F 8.125 05/01/25 |+ & 25| 8.1250 1,253 1,225 133,070 | 2025/05/01
VIRGIN MEDIA SECURED FIN 5.5 05/15/29 #Ht B = 5.5000 2,560 2,699 293,174 | 2029/05/15
ALTICE FRANCE SA 7.375 05/01/26 # & x| 73750 6,997 7,521 816,883 | 2026/05/01
AHERN RENTALS INC 7.375 05/15/23 T ' % 7.3750 1,971 1,543 167,583 | 2023/05/15
FRESH MARKET INC 9.75 05/01/23 & = 9.7500 2,345 1,313 142,613 | 2023/05/01
WEWORK COS INC 7.875 05/01/25 £ & = 7.8750 3,981 3,095 336,146 | 2025/05/01
PANTHER BF AGGREGATOR 2 85 05/15/27 |# f& 2% 8.5000 2,898 3,021 328,106 | 2027/05/15
JOSEPH T RYERSON & SON 1 11.0 05/15/22 |# f& 2| 11.0000 1,240 1,309 142,239 | 2022/05/15
SCIENTIFIC GAMES INTERNA 7.0 05/15/28 |# & 325 7.0000 1,659 1,750 190,076 | 2028/05/15
AIR MEDICAL GROUP HOLDIN 6.375 05/15/23 |# & 25 6.3750 1,327 1.171 127,238 | 2023/05/15
HILTON DOMESTIC OPERATIN 5.125 05/01/26 |4 f& 2% 5.1250 994 1,047 113,761 | 2026/05/01
DAVITA INC 5.0 05/01/25 # f& 2| 5.0000 2,474 2,559 277,999 | 2025/05/01
ADIENT US LLC 7.0 05/15/26 # & 3| 7.0000 2,199 2,393 259,963 | 2026/05/15
LENNAR CORP 4.75 05/30/25 #£ & x| 47500 3,117 3,350 363,890 | 2025/05/30
RANGE RESOURCES CORP 4.875 05/15/25 H FE 4.8750 1,389 1,118 121,430 | 2025/05/15
TRANSPORT DE GAS DEL SUR 6.75 05/02/25 |# & 35 6.7500 1,334 1,108 120,426 | 2025/05/02
TAPSTONE ENERGY LLC/FINA 9.75 06/01/22 |+ & 35 9.7500 3,268 849 92,275| 2022/06/01
TRANSDIGM INC 6.375 06/15/26 # & 3| 63750 6,338 6,669 724,320 | 2026/06/15
CF INDUSTRIES INC 4.95 06/01/43 # & 3| 4.9500 699 722 78,465 | 2043/06/01
PROVIDENT FDG/PFG FIN 6.375 06/15/25 |# f& 2% 6.3750 2,101 2,075 225,411 | 2025/06/15
SUMMIT MATERIALS LLC/FIN 5.125 06/01/25 |# & 25 5.1250 2,026 2,083 226,303 | 2025/06/01
NAVIENT CORP 6.75 06/25/25 t & F 6.7500 4,620 5,024 545,633 | 2025/06/25
MERLIN ENTERTAINMENTS PL 5.75 06/15/26 |# & 25 5.7500 1,906 2,073 225,175| 2026/06/15
HCA INC 5.5 06/15/47 # f& 2| 5.5000 1,440 1,660 180,318 | 2047/06/15
PETSMART INC 5.875 06/01/25 #t B 5.8750 1,203 1,201 130,482 | 2025/06/01
WPX ENERGY INC 5.75 06/01/26 £ f& 2| 57500 2,112 2,182 237,063 | 2026/06/01
MARBLE Il PTE LTD 5.3 06/20/22 * OfE #| 53000 1416 1,433 155,701 | 2022/06/20
TEMPO ACQUISITION LLC/FI 6.75 06/01/25 |# & 35 6.7500 2,502 2,570 279,186 | 2025/06/01
MOLINA HEALTHCARE INC 4.875 06/15/25 |# f& 35 4.8750 3,469 3,565 387,249 | 2025/06/15
CENTENE CORP 5.375 06/01/26 # & 3| 53750 1,970 2,090 227,040 | 2026/06/01
TRI POINTE GROUP INC 5.25 06/01/27 #f & = 5.2500 3,339 3,472 377,071 | 2027/06/01
DKT FINANCE APS 9.375 06/17/23 #f & = 9.3750 3,724 3,973 431,543 1 2023/06/17
COEUR MINING INC 5.875 06/01/24 ' = 5.8750 1,998 2,017 219,134 | 2024/06/01
DELHI INTL AIRPORT 6.45 06/04/29 t & F 6.4500 1,227 1,320 143,352 | 2029/06/04
NRG ENERGY INC 5.25 06/15/29 t ' F 5.2500 3,270 3,508 381,037 | 2029/06/15
MUELLER WATER PRODUCTS 5.5 06/15/26 | & 25| 5.5000 2,458 2,597 282,046 | 2026/06/15
KFC HLD/PIZZA HUT/TACO 4.75 06/01/27 |# & 2 4.7500 2,559 2,686 291,753 | 2027/06/01
SERVICE CORP INTL 5.125 06/01/29 #£ & | 51250 1,125 1,205 130,883 | 2029/06/01
CHENIERE CORP CHRISTI HD 5.125 06/30/27 | % f& #| 5.1250 1571 1717 186,488 | 2027/06/30
FAIR ISAAC CORP 4.0 06/15/28 #£ & 35| 4.0000 1,649 1,669 181,311 | 2028/06/15
TWIN RIVER WORLDWIDE HLD 6.75 06/01/27 |# & 35 6.7500 2,349 2,414 262,205 | 2027/06/01
IAA'INC 5.5 06/15/27 £ & = 5.5000 1,772 1,874 203,538 | 2027/06/15
CENTURY COMMUNITIES 6.75 06/01/27 # & 3| 6.7500 1,943 2,068 224,687 | 2027/06/01
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UNDER ARMOUR INC 3.25 06/15/26 £ & = 3.2500 1,203 1,150 124,988 | 2026/06/15
TENET HEALTHCARE CORP 6.75 06/15/23 #f & = 6.7500 4,618 5,056 549,158 | 2023/06/15
PERFORMANCE FOOD GROUP | 5.5 06/01/24 |# & 2% 5.5000 954 977 106,151 | 2024/06/01
NAVIENT CORP 6.75 06/15/26 & = 6.7500 3,174 3,423 371,749 | 2026/06/15
INTESA SANPAOLO SPA 5.017 06/26/24 t E F 5.0170 1,932 2,006 217,878 | 2024/06/26
AERCAP IRELAND CAPITAL 3.65 07/21/27 t ' F 3.6500 860 885 96,204 | 2027/07/21
SEALED AIR CORP 6.875 07/15/33 t ' F 6.8750 975 1,143 124,186 | 2033/07/15
OWENS CORNING 4.3 07/15/47 #t BF& F 4.3000 1,329 1,245 135,290 | 2047/07/15
AHP HEALTH PARTNERS 9.75 07/15/26 #£ & 35| 97500 2,476 2,668 289,826 | 2026/07/15
BRAND INDUSTRIAL SERVICE 8.5 07/15/25 |# & 2 8.5000 2,800 2,764 300,275 | 2025/07/15
STARS GRP HLDS/STARS GRP 7.0 07/15/26 #Ht B 7.0000 1,599 1,737 188,711 | 2026/07/15
CHAPARRAL ENERGY INC 8.75 07/15/23 & = 8.7500 3,005 1,215 132,005 | 2023/07/15
J2 CLOUD LLC/GLOBAL INC 6.0 07/15/25 A R 6.0000 1,570 1,665 180,892 | 2025/07/15
ENERGIZER HOLDINGS INC 6.375 07/15/26 |# f& 2% 6.3750 1,886 2,020 219,443 | 2026/07/15
LGI HOMES INC 6.875 07/15/26 # & 3| 68750 2,324 2,429 263,831 | 2026/07/15
HILLMAN GROUP INC 6.375 07/15/22 #f &E = 6.3750 2,043 1,854 201,416 | 2022/07/15
SURGERY CENTER HOLDINGS 6.75 07/01/25 |# & 25 6.7500 2,073 2,053 223,014 | 2025/07/01
CATALENT PHARMA SOLUTION 5.0 07/15/27 |# & 25 5.0000 1,833 1,910 207,488 | 2027/07/15
CARRIZO OIL & GAS INC 8.25 07/15/25 t ' F 8.2500 3,285 3,253 353,331 | 2025/07/15
CENTURY COMMUNITIES 5.875 07/15/25 #H & F 5.8750 1,954 2,018 219,189 | 2025/07/15
BAFFINLAND IRON CORP/LP 8.75 07/15/26 |# f& 25 8.7500 2,251 2,228 241,970 | 2026/07/15
PENTAIR FINANCE SARL 4.5 07/01/29 £ & 2| 4.5000 1,618 1,690 183,589 | 2029/07/01
ENTERPRISE DEVELOP AUTH 12.0 07/15/24 |4 & % | 12.0000 2,543 2,900 314,948 | 2024/07/15
WILLIAM LYON HOMES INC 6.625 07/15/27 |# f& 35| 6.6250 2,632 2,836 308,086 | 2027/07/15
FLEX ACQUISITION CO INC 7.875 07/15/26 |# f& 25 7.8750 1,354 1,302 141,504 | 2026/07/15
BCPE CYCLE MERGER SUB Il 10.625 07/15/27 |# & 25| 10.6250 2,321 2,223 241,435 | 2027/07/15
FAIRSTONE FINANCIAL INC 7.875 07/15/24 |# f& 2% 7.8750 2,717 2,928 318,056 | 2024/07/15
YPF ENERGIA ELECTRICA SA 10.0 07/25/26 |# f& 2| 10.0000 1,539 1,192 129,551 | 2026/07/25
NEXSTAR ESCROW INC 5.625 07/15/27 #t E = 5.6250 2,774 2,924 317,583 | 2027/07/15
ELWOOD ENERGY LLC 8.159 07/05/26 t E F 8.1590 2,189 2,343 254,459 | 2026/07/05
HAT HOLDINGS | LLC/HAT 5.25 07/15/24 t ' F 5.2500 2,086 2,208 239,846 | 2024/07/15
AMSTED INDUSTRIES 5.625 07/01/27 #H & F 5.6250 1,294 1,368 148,657 | 2027/07/01
ARCOR SAIC 6.0 07/06/23 # & 2| 6.0000 1,269 1,186 128,862 | 2023/07/06
ARCOR SAIC 6.0 07/06/23 # & 2| 6.0000 247 230 25,081 | 2023/07/06
GRAY TELEVISION INC 5.875 07/15/26 i | #H| 5.8750 2,490 2,651 287,942 | 2026/07/15
TENNECO INC 5.0 07/15/26 & = 5.0000 1,475 1,277 138,764 | 2026/07/15
COMPASS MINERALS INTERNA 4.875 07/15/24 |# & 25 4.8750 2,503 2,469 268,201 | 2024/07/15
DAVITA INC 5.125 07/15/24 & = 5.1250 2,350 2,423 263,167 | 2024/07/15
DISH DBS CORP 7.75 07/01/26 #f & = 7.7500 13,740 14,238 1,546,292 | 2026/07/01
BERRY GLOBAL INC 4.875 07/15/26 & = 4.8750 1,144 1,197 130,093 | 2026/07/15
CALLON PETROLEUM CO 6.375 07/01/26 #ft E = 6.3750 2,356 2,197 238,679 | 2026/07/01
SRS DISTRIBUTION INC 8.25 07/01/26 t & F 8.2500 499 512 55,700 | 2026/07/01
TRIVIUM PACKAGING FIN 08/15/26 t ' F 5.5000 494 520 56,565 | 2026/08/15
TRIVIUM PACKAGING FIN 08/15/27 #t BF& F 8.5000 1,104 1,206 130,987 | 2027/08/15
HUGHES SATELLITE SYSTEMS 5.25 08/01/26 |+ f& 25| 5.2500 1,236 1,350 146,692 | 2026/08/01
ASHTEAD CAPITAL INC 5.25 08/01/26 £ & 35| 52500 1,342 1,433 155,629 | 2026/08/01
WILLIAMS SCOTSMAN INTL 6.875 08/15/23 |# f& 35| 6.8750 2,158 2,280 247,638 | 2023/08/15
PGT ESCROW ISSUER INC 6.75 08/01/26 # & 3| 6.7500 2,860 3,061 332,445 2026/08/01
CAPITOL INV MERGER SUB 2 10.0 08/01/24 |# f& 2| 10.0000 1,193 1,184 128,641 | 2024/08/01
VERSCEND ESCROW CORP 9.75 08/15/26 # & 3| 9.7500 4,798 5,235 568,622 | 2026/08/15
KGA ESCROW LLC 7.5 08/15/23 i & 7.5000 1,473 1,558 169,232 | 2023/08/15
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ASHTON WOODS USA/FINANCE 6.75 08/01/25 |# f& 35 6.7500 3,264 3,314 359,934 | 2025/08/01
SIRIUS XM RADIO INC 5.0 08/01/27 £ & = 5.0000 4,131 4,347 472,190 | 2027/08/01
AMC NETWORKS INC 4.75 08/01/25 & = 4.7500 4,858 4,821 523,621 | 2025/08/01
TESLA INC 5.3 08/15/25 # & 35| 5.3000 9,392 9,051 982,987 | 2025/08/15
TRIUMPH GROUP INC 7.75 08/15/25 #ft E = 7.7500 1,237 1,296 140,775 | 2025/08/15
MAGNOLIA OIL GAS/MAG FIN 6.0 08/01/26 |# & 25 6.0000 3,646 3,672 398,787 | 2026/08/01
NGPL PIPECO LLC 4.875 08/15/27 t ' F 4.8750 2,358 2,501 271,608 | 2027/08/15
BOYD GAMING CORP 6.0 08/15/26 #H & F 6.0000 2,082 2,233 242,576 | 2026/08/15
GENWORTH HOLDINGS INC 4.9 08/15/23 #Ht B = 4.9000 1.777 1,680 182,448 | 2023/08/15
FORD MOTOR CREDIT CO LLC 4.542 08/01/26 |# & 25| 4.5420 1,777 1,800 195,539 | 2026/08/01
DIAMOND SPORTS GR/DIAMON 5.375 08/15/26 |# & 25 5.3750 1,240 1,245 135,253 | 2026/08/15
INTELSAT JACKSON HLDG 5.5 08/01/23 # & 35| 5.5000 6,927 5,556 603,480 | 2023/08/01
RANGE RESOURCES CORP 5.0 08/15/22 & = 5.0000 1,342 1,274 138,454 | 2022/08/15
HOLLY ENERGY PARTNERS LP 6.0 08/01/24 |# f& 2% 6.0000 847 883 95,955 | 2024/08/01
CLOUD CRANE LLC 10.125 08/01/24 # & 35| 10.1250 1,161 1,190 129,235 | 2024/08/01
FAGE INTL / FAGE USA 5.625 08/15/26 # & 3| 56250 2,983 2,685 291,670 | 2026/08/15
DIAMOND SPORTS GR/DIAMON 6.625 08/15/27 |4 & 2% 6.6250 2,842 2,725 296,010 | 2027/08/15
WMG ACQUISITION CORP 5.0 08/01/23 t & F 5.0000 1,372 1,409 153,113 | 2023/08/01
MTS SYSTEMS CORP 5.75 08/15/27 #t E = 5.7500 1,747 1,830 198,802 | 2027/08/15
MGIC INVESTMENT CORP 5.75 08/15/23 # & 2| 57500 1,258 1,390 151,020 | 2023/08/15
SPX FLOW INC 5.875 08/15/26 #t B 5.8750 2,579 2,724 295,931 | 2026/08/15
HORIZON PHARMA USA INC 5.5 08/01/27 # FE 5.5000 2,228 2,375 257,947 | 2027/08/01
ADIENT GLOBAL HOLDINGS 4.875 08/15/26 |# f& 35 4.8750 1,412 1,224 133,029 | 2026/08/15
JAGUAR HL / PPDI 6.375 08/01/23 & = 6.3750 1,495 1,552 168,646 | 2023/08/01
AG MERGER SUB II INC 10.75 08/01/27 # & 2| 10.7500 1,262 1,243 135,045 | 2027/08/01
SELECT MEDICAL CORP 6.25 08/15/26 & = 6.2500 1,306 1,396 151,671 | 2026/08/15
CLEAR CHANNEL WORLDWIDE 5.125 08/15/27 |# & 325 5.1250 1,615 1,685 183,066 | 2027/08/15
SPCM SA 4.875 09/15/25 & = 4.8750 1,361 1,412 153,375 | 2025/09/15
IHO VERWALTUNGS GMBH 09/15/26 ft E = 4.7500 1,806 1,839 199,774 | 2026/09/15
GLOBAL AIR LEASE CO LTD 09/15/24 t & F 6.5000 2,371 2,406 261,352 | 2024/09/15
CLEARWAY ENERGY OP LLC 5.0 09/15/26 t & F 5.0000 1,161 1,196 129,910 | 2026/09/15
FREEPORT-MCMORAN INC 5.25 09/01/29 # & 2| 52500 2,488 2,584 280,673 | 2029/09/01
LOUISIANA-PACIFIC CORP 4.875 09/15/24 |# & 25| 4.8750 1,507 1,562 169,660 | 2024/09/15
WEST STREET MERGER SUB 6.375 09/01/25 |# f& 25| 6.3750 1,291 1,255 136,345 | 2025/09/01
H&E EQUIPMENT SERVICES 5.625 09/01/25 |# & 25 5.6250 2,070 2,189 237,821 | 2025/09/01
MASONITE INTERNATIONAL C 5.75 09/15/26 |# & 35 5.7500 1,228 1,311 142,408 | 2026/09/15
AES CORP/THE 5.125 09/01/27 £ & = 5.1250 1,801 1,926 209,245 | 2027/09/01
PDC ENERGY INC 6.125 09/15/24 £ & = 6.1250 1,978 1,976 214,631 | 2024/09/15
GEOPARK LTD 6.5 09/21/24 # & 35| 6.5000 1,247 1,278 138,866 | 2024/09/21
NEXTERA ENERGY OPERATING 4.5 09/15/27 |# & 2% 4.5000 1,355 1,388 150,805 | 2027/09/15
POPULAR INC 6.125 09/14/23 #ft E = 6.1250 3,097 3,343 363,132 | 2023/09/14
BELO CORP 7.25 09/15/27 &' = 7.2500 2,933 3,351 364,024 | 2027/09/15
WPX ENERGY INC 5.25 09/15/24 #t E = 5.2500 1,213 1,247 135,517 | 2024/09/15
BCD ACQUISITION INC 9.625 09/15/23 #H & F 9.6250 1,185 1,217 132,228 | 2023/09/15
MGM RESORTS INTL 4.625 09/01/26 #Ht B = 4.6250 3,910 4,124 447,905 | 2026/09/01
MURPHY OIL USA INC 4.75 09/15/29 # & | 47500 2,332 2,459 267,139 | 2029/09/15
TRINSEO OP / TRINSEO FIN 5.375 09/01/25 |# & 35 5.3750 2,378 2,400 260,704 | 2025/09/01
SM ENERGY CO 6.75 09/15/26 #£ & 35| 6.7500 3,130 2,841 308,593 | 2026/09/15
NOVELIS CORP 5.875 09/30/26 # & 2| 58750 742 785 85,301 | 2026/09/30
MARRIOTT OWNERSHIP/ILG 6.5 09/15/26 # & 35| 6.5000 2,296 2,506 272,253 | 2026/09/15
TRIUMPH GROUP INC 6.25 09/15/24 i & 6.2500 538 567 61,605 ] 2024/09/15
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CORE & MAIN HOLDING LP 09/15/24 & = 8.6250 2,453 2,524 274,154 | 2024/09/15
MIRABELA NICKEL 144-A 1% & = 0.0000 52 0.00522 0.566 | 2044/09/10
TONON LUXEMBOURG SA 0.0 10/31/24 t E 0.0000 533 42 4,634 | 2024/10/31
MPT OPER PARTNERSP/FINL 5.0 10/15/27 & = 5.0000 1,034 1,090 118,415| 2027/10/15
AES GENER SA 10/07/79 t E F 6.3500 1,505 1,505 163,550 | 2079/10/07
CALLON PETROLEUM CO 6.125 10/01/24 t & F 6.1250 4,283 4,139 449,551 | 2024/10/01
DELPHI TECHNOLOGIES PLC 5.0 10/01/25 t & F 5.0000 3,967 3,495 379,656 | 2025/10/01
WYNN MACAU LTD 5.5 10/01/27 #t B F 5.5000 2,185 2,271 246,669 | 2027/10/01
WABASH NATIONAL CORP 5.5 10/01/25 # FE 5.5000 1,689 1,674 181,896 | 2025/10/01
AEGEA FINANCE SARL 5.75 10/10/24 #t B F 5.7500 2,355 2,484 269,810 | 2024/10/10
TRIMAS CORP 4.875 10/15/25 * O %| 48750 1233 1272 138,171 2025/10/15
STEVENS HOLDING CO INC 6.125 10/01/26 |# f& 2| 6.1250 1,742 1,899 206,273 | 2026/10/01
BRINK'S CO/THE 4.625 10/15/27 & = 4.6250 3,218 3,313 359,897 | 2027/10/15
HIGHPOINT OPERATING CORP 7.0 10/15/22 |# f& 2% 7.0000 1,136 1,036 112,613 | 2022/10/15
STATION CASINOS LLC 5.0 10/01/25 # & 3| 5.0000 2,032 2,072 225,088 | 2025/10/01
INTERTAPE POLYMER GROUP 7.0 10/15/26 |# f& 2% 7.0000 2,403 2,524 274,210 | 2026/10/15
CHENIERE ENERGY PARTNERS 4.5 10/01/29 |# & 25 4.5000 3,176 3,185 345,898 | 2029/10/01
AZUL INVESTMENTS LLP 5.875 10/26/24 t ' F 5.8750 2,571 2,605 282,919 | 2024/10/26
CHENIERE ENERGY PARTNERS 5.625 10/01/26 |# & 25 5.6250 2,494 2,626 285,236 | 2026/10/01
BEAZER HOMES USA 7.25 10/15/29 #H & F 7.2500 2,039 2,171 235,834 | 2029/10/15
JONAH NRG LLC/FINANCE 7.25 10/15/25 #Ht B = 7.2500 3,520 1,069 116,115| 2025/10/15
INTELSAT JACKSON HLDG 8.5 10/15/24 #Ht B 8.5000 1,656 1,378 149,718 | 2024/10/15
LADDER CAP FIN LLLP/CORP 5.25 10/01/25 |4 & #| 5.2500 4,042 4,154 451,214 | 2025/10/01
PARSLEY ENERGY LLC/FINAN 5.625 10/15/27 |# & 25 5.6250 2,333 2,426 263,504 | 2027/10/15
STARFRUIT FINCO/STAR US 8.0 10/01/26 & = 8.0000 2,316 2,467 267,947 | 2026/10/01
CHENIERE ENERGY PARTNERS 5.25 10/01/25 |# & 325 5.2500 1,263 1,300 141,275| 2025/10/01
WPX ENERGY INC 5.25 10/15/27 & = 5.2500 1,361 1,371 148,916 | 2027/10/15
PATRICK INDUSTRIES INC 7.5 10/15/27 #f & = 7.5000 2,709 2,886 313,422 2027/10/15
PERFORMANCE FOOD GROUP 1 5.5 10/15/27 |# f& 2% 5.5000 873 933 101,328 | 2027/10/15
QORVO INC 4.375 10/15/29 t ' F 4.3750 1,537 1,571 170,703 | 2029/10/15
MUTHOOT FINANCE LTD 6.125 10/31/22 t ' F 6.1250 1,929 1,990 216,140 | 2022/10/31
CONNECT FINCO SARL/CONNE 6.75 10/01/26 |# f& 2| 6.7500 3,136 3,253 353,340 | 2026/10/01
GRANITE HOLDINGS US ACQU 11.0 10/01/27 |# & 25| 11.0000 1,923 1,818 197,514 2027/10/01
ALLIANT HOLD / CO-ISSUER 6.75 10/15/27 |# & 35 6.7500 1,948 2,069 224,737 | 2027/10/15
HILCORP ENERGY I/HILCORP 5.75 10/01/25 |# & 25 5.7500 2,181 1,936 210,308 | 2025/10/01
CSC HOLDINGS LLC 10.875 10/15/25 # & 35| 10.8750 4,881 5,510 598,475 | 2025/10/15
ALLISON TRANSMISSION INC 5.0 10/01/24 |# & 35 5.0000 1,292 1,323 143,722 | 2024/10/01
LCPR SR SECURED FIN DAC 6.75 10/15/27 £ & = 6.7500 1,183 1,228 133,452 | 2027/10/15
CARVANA CO 8.875 10/01/23 # & 3| 88750 1,209 1,258 136,713 | 2023/10/01
MOHEGAN GAMING & ENT 7.875 10/15/24 |# f& 25 7.8750 1,287 1,252 136,052 | 2024/10/15
INMARSAT FINANCE PLC 6.5 10/01/24 ft E = 6.5000 1,489 1,564 169,857 | 2024/10/01
BLUE CUBE SPINCO LLC 10.0 10/15/25 # f& 2| 10.0000 1,553 1,738 188,757 | 2025/10/15
WYNDHAM DESTINATIONS INC 10/01/25 t ' F 6.3500 1,362 1,515 164,614 | 2025/10/01
VERTIV GROUP CORP 9.25 10/15/24 #H & F 9.2500 1,880 1,945 211,313 | 2024/10/15
CLEARWAY ENERGY OP LLC 5.75 10/15/25 |# f& 2| 5.7500 777 818 88,864 | 2025/10/15
EG GLOBAL FINANCE PLC 8.5 10/30/25 #Ht B = 8.5000 1,741 1,820 197,741 | 2025/10/30
ALLY FINANCIAL INC 8.0 11/01/31 #* & #| 8.0000 4,769 6,578 714,417 | 2031/11/01
YUMI BRANDS INC 5.35 11/01/43 i & = 5.3500 3,443 3,394 368,650 | 2043/11/01
MATTEL INC 5.45 11/01/41 Tt ' 5.4500 2,167 1,757 190,842 | 2041/11/01
LAMB WESTON HLD 4.875 11/01/26 #f & = 4.8750 2,564 2,717 295,107 | 2026/11/01
NETFLIX INC 5.875 11/15/28 i B 5.8750 1,653 1,818 197,471 ] 2028/11/15
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KRATOS DEFENSE & SEC 6.5 11/30/25 # & 35| 6.5000 1,993 2,132 231,615 2025/11/30
ACRISURE LLC 7/ FIN INC 7.0 11/15/25 £ & = 7.0000 1,417 1,282 139,265 | 2025/11/15
HILCORP ENERGY I/HILCORP 6.25 11/01/28 |# f& 2% 6.2500 1,369 1,176 127,807 | 2028/11/01
NETFLIX INC 5.375 11/15/29 #f & = 5.3750 5,262 5,564 604,297 | 2029/11/15
CONSOL ENERGY INC 11.0 11/15/25 # & 2| 11.0000 1,622 1,375 149,359 | 2025/11/15
WABTEC CORP 3.45 11/15/26 t ' F 3.4500 2,603 2,637 286,418 | 2026/11/15
NINE ENERGY SERVICE INC 8.75 11/01/23 G 8.7500 1,683 1,265 137,400 | 2023/11/01
NAVISTAR INTL CORP 6.625 11/01/25 #t BF& F 6.6250 1,763 1,811 196,726 | 2025/11/01
KB HOME 4.8 11/15/29 #Ht B 4.8000 1,160 1,184 128,652 | 2029/11/15
WARRIOR MET COAL INC 8.0 11/01/24 # FE 8.0000 1,733 1,743 189,379 | 2024/11/01
NETFLIX INC 4.375 11/15/26 it | #H| 43750 2,630 2,682 291,337 | 2026/11/15
NEW GOLD INC 6.25 11/15/22 # & 3| 6.2500 2,227 2,232 242,479 | 2022/11/15
SPRINT CAPITAL CORP 6.875 11/15/28 Tt ' 6.8750 12,413 13,158 1,428,968 | 2028/11/15
W & T OFFSHORE INC 9.75 11/01/23 A R 9.7500 1,797 1,648 178,993 | 2023/11/01
SPRINGLEAF FINANCE CORP 5.375 11/15/29 |# & 325 5.3750 1,671 1,742 189,183 | 2029/11/15
OCEANEERING INTL INC 4.65 11/15/24 £ & = 4.6500 1,945 1,828 198,553 | 2024/11/15
VIPER ENERGY PARTNERS LP 5.375 11/01/27 |# f& 25 5.3750 1,160 1,212 131,648 | 2027/11/01
MOTION BONDCO DAC 6.625 11/15/27 t ' F 6.6250 1,100 1,137 123,491 | 2027/11/15
SCIENTIFIC GAMES INTERNA 7.25 11/15/29 |# & 25 7.2500 1,110 1,179 128,080 | 2029/11/15
TEEKAY CORP 9.25 11/15/22 #H & F 9.2500 1,166 1,224 132,998 | 2022/11/15
SENSATA TECHNOLOGIES BV 5.625 11/01/24 |# & 35 5.6250 2,675 2,963 321,854 | 2024/11/01
GW B-CR SECURITY CORP 9.5 11/01/27 #t B = 9.5000 1,098 1,144 124,310| 2027/11/01
BUCKEYE PARTNERS LP 3.95 12/01/26 £/ #H|  3.9500 2,085 1,956 212,474 | 2026/12/01
MATCH GROUP INC 5.0 12/15/27 £ & = 5.0000 1,092 1,127 122,404 | 2027/12/15
AUTOPISTAS DEL SOL SA 7.375 12/30/30 & = 7.3750 1,255 1,262 137,125| 2030/12/30
AFREN PLC 09/30/19 # & 35| 0.0000 3,439 28 3,145 | 2020/03/31
TRANSOCEAN PROTEUS LTD 6.25 12/01/24 |# & 25 6.2500 2,013 2,039 221,534 1 2024/12/01
EVERI PAYMENTS INC 7.5 12/15/25 A 7.5000 2,463 2,642 286,985 | 2025/12/15
WILLIAMS SCOTSMAN INTL 7.875 12/15/22 |# & 25 7.8750 250 261 28,380 | 2022/12/15
BUCKEYE PARTNERS LP 4.125 12/01/27 t ' F 4.1250 1,634 1,524 165,599 | 2027/12/01
SERVICE CORP INTL 4.625 12/15/27 t & F 4.6250 904 939 102,083 | 2027/12/15
AFREN PLC 12/09/20 #t BF& F 0.0000 2171 10 1,155 | 2020/12/09
WEIGHT WATCHERS INTL INC 8.625 12/01/25 |#t & 35 8.6250 1,688 1,781 193,475 2025/12/01
RBS GLOBAL & REXNORD LLC 4.875 12/15/25 |# & 25 4.8750 4,156 4,280 464,877 | 2025/12/15
REGIONALCARE/LIFEPOINT 9.75 12/01/26  |# & % | 9.7500 4,192 4,658 505,886 | 2026/12/01
HCA INC 7.5 12/15/23 Tt ' 7.5000 5516 6,274 681,405 | 2023/12/15
MATTEL INC 6.75 12/31/25 Tt ' 6.7500 3,062 3,238 351,647 | 2025/12/31
CENTENE CORP 4.625 12/15/29 A R 4.6250 1,491 1,565 170,028 | 2029/12/15
HILCORP ENERGY I/HILCORP 5.0 12/01/24 #t & = 5.0000 1,265 1,137 123,526 | 2024/12/01
SRC ENERGY INC 6.25 12/01/25 # & 3| 6.2500 3,087 3,086 335,244 | 2025/12/01
GO DADDY OPCO/FINCO 5.25 12/01/27 #ft E = 5.2500 1,224 1,291 140,213 | 2027/12/01
PACTIV LLC 7.95 12/15/25 t ' F 7.9500 2,718 3,072 333,670 | 2025/12/15
WENDY'S INTERNATIONAL 7.0 12/15/25 t ' F 7.0000 2,019 2,151 233,679 | 2025/12/15
ASBURY AUTOMOTIVE GROUP 6.0 12/15/24 |# & 35 6.0000 1,481 1,527 165,867 | 2024/12/15
NSG HOLDINGS LLC/NSG HLD 7.75 12/15/25 |# & 25 7.7500 1,840 2,002 217,418 | 2025/12/15
MURPHY OIL CORP 5.875 12/01/27 #t B 5.8750 2,555 2,615 284,062 | 2027/12/01
UNIVAR SOLUTIONS USA INC 5.125 12/01/27 | % & % | 5.1250 1,144 1,172 127,344 | 2027/12/01
BOYD GAMING CORP 4.75 12/01/27 Tt ' 4.7500 1,192 1,212 131,716 | 2027/12/01
SALLY HOLDINGS/SALLY CAP 5.625 12/01/25 |# & 25 5.6250 2,136 2,226 241,828 | 2025/12/01
MATTEL INC 5.875 12/15/27 A 5.8750 1,126 1,151 125,034 | 2027/12/15
CDW LLC/CDW FINANCE 5.5 12/01/24 # B F 5.5000 1,001 1,110 120,613 ] 2024/12/01
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CENTENE CORP 4.25 12/15/27 B = 4.2500 1,670 1,716 186,462 | 2027/12/15
COMPASS MINERALS INTERNA 6.75 12/01/27 |# & 2 6.7500 1,669 1,743 189,376 | 2027/12/01
LITHIA MOTORS INC 4.625 12/15/27 #Ht & 4.6250 1,077 1,094 118.862 | 2027/12/15
MOOG INC 4.25 12/15/27 t B = 4.2500 886 886 96,219 | 2027/12/15
AZURE POWER SOLAR ENERGY 5.65 12/24/24 |+ & 35 5.6500 942 957 104,012 | 2024/12/24
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CROWN CASTLE INTERNATIONAL CORP 3 3 3,659 397,462 0.3
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