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AT&T INC 45 10 8 975| 2048/3/9
BANK OF AMERICA 3.95 65 64 7,17312025/4 /21
BANK OF AMERICA 4.1 10 10 1,138 2023/7/24
BAT CAPITAL CORP 3.222 25 23 2,6481(2024/8/15
BAT CAPITAL CORP 3.557 5 4 5071 2027/8/15
BAT CAPITAL CORP 4.39 15 12 1,422 | 2037/8/15
BAYLOR SCOTT&WHITE 3.967 30 29 3,232 (2046/11/15
BNP PARIBAS 2.45 95 94 10,484 | 2019/3/17
CBS CORP 3.7 30 28 3,148 | 2028/6/1
CELGENE CORP 4.625 10 9 1,051 |2044/5/15
CFCRE 2016-C4 A4 3.283 50 49 5,424 | 2058/5/10
CITIGROUP INC 3.2 10 9 1,059 (2026/10/21
CITIGROUP INC 3.875 10 9 1,094 | 2025/ 3/26
CITIGROUP INC 4.4 60 61 6,752 |2025/6/10
COMCAST CORP 3.15 5 4 52912028/2/15
COMM 2013-CR6 A4 3.101 10 10 1,705 | 2046/ 3/10
COMM 2014-LC15 4.006 15 15 1,720 2047/4/10
COMM 2014-UBS2 3.961 20 20 2,27912047/3/10
COMM 2014-UBS3 A4 3.819 20 20 2,26812047/6/10
COMM 2014-UBS4 A2 2.963 8 8 92312047/8/10
COMM 2014-UBS6 A4 3.378 35 35 3,8761(2047/12/10
COMM 2015-PC1 A5 3.902 70 71 7,949 | 2050/7/10
CONSTELLATION BRAND 5.25 10 10 1,146 (2048/11/15
CONTINENTAL RES 3.8 25 24 2,716 2024/6/1
CONTINENTAL RES 4.375 15 14 1,636(2028/1/15
CVS HEALTH CORP 4.1 15 15 1,678 2025/3/25
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T & & | CVS HEALTH CORP 4.3 50 50 5,583 |2028/3/25
(BUERBELNES) | CVS HEALTH CORP 478 10 9 1,088 | 2038/ 3/25
DELTA AIRLINES SI 4.25 15 15 1,690 | 2023/7/30
DOWDUPONT INC 4725 10 10 1,160 (2028/11/15
DOWDUPONT INC 5.319 10 10 1,173 12038/11/15
EART 2017-2A 2.11 2 2 22212021/6/15
ENERGY TRANSFER 5.15 25 22 2,486 | 2043/2/1
ERAC USA FINANCE 3.85 40 40 4,418 (2024/11/15
ERAC USA FINANCE 4.2 5 4 4981 2046/11/1
FORD FOUNDATION 3.859 40 40 4,443 | 2047/6/1
GENERAL ELECTRIC 4,125 50 40 4504 |2042/10/9
GENERAL ELECTRIC 4.5 5 4 4721 2044/3/11
GENERAL MOTORS 4.0 30 28 3,17512025/1/15
GOLDMAN SACHS 3.85 20 20 2,225 2024/7/8
GREAT-WEST LIFE 4.15 15 14 1,599 | 2047/6/3
HALFMOON PARENT 4.125 45 45 5,063 (2025/11/15
HALFMOON PARENT 4.375 15 15 1,682 (2028/10/15
HCA INC 5.0 20 20 2,291 2024/3/15
HESS CORP 4.3 10 9 1,058 | 2027/4/1
HESS CORP 5.8 5 4 5411 2047/4/1
JDOT 2018-A A2 2.42 7 7 86212020/10/15
JPMORGAN CHASE 3.875 25 25 2,829 2024/2/1
JPMORGAN CHASE 3.9 50 51 5,64112025/7/15
KEURIG DR PEPPER 4597 20 20 2,23012028/5/25
KRAFT HEINZ FOODS 4.375 10 8 941 | 2046/6/1
METLIFE INC 6.4 25 26 2,898 (2036/12/15
MORGAN STANLEY 3.75 25 25 2,778 2023/2/25
MORGAN STANLEY 3.95 15 14 1,613|2027/4/23
MORGAN STANLEY 55 20 21 2,324 2021/7/28
MPLX LP 4.0 10 9 1,066 | 2028/ 3/15
MPLX LP 4.5 15 13 1,524 | 2038/4/15
MPLX LP 5.5 10 10 1,129 2049/2/15
NOKIA OYJ 4.375 5 4 5381(2027/6/12
OMFIT 2016-2A A 4.1 19 19 2,207 12028/3/20
OWENS CORNING 4.3 5 3 4312047/7/15
OWENS CORNING 4.4 5 3 424 12048/1 /30
ROYAL BK SCOTLND 6.1 40 41 457512023/6/10
SANTANDER HOLD 4.5 20 20 2,240 2025/7/17
SHERWIN-WILLIAMS 3.45 10 9 1,050 2027/6/1
SUNOCO LOGISTICS PAR 5.4 5 4 52312047/10/1
TELEFONICA EMISION 5.462 25 26 2,88212021/2/16
TIME WARNER INC 3.6 10 9 1,086 | 2025/7/15
TIME WARNER INC 3.8 15 14 1,615 2027/2/15
TRANS-ALLEGHENY 3.85 15 15 1,663 | 2025/6/1
UBSBB 2013-C6 3.2443 20 20 2,218 |2046/4/10
UNITED AIR SI 3.65 9 8 977 2025/10/7
UNITED AIR SI 3.65 9 8 9751 2026/1/7
UNITED AIR SI 4.625 14 14 1,599 | 2022/9/3
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(77 X1 A) % FAERIL FERIL +H
T & 1t & % | UNITED AIR SI 5.375 9 9 1,067 2021/8/15
(BURELAES) | UNITEDHEALTH GROUP 4.625 5 5 601|2035/7/15
WARNER MEDIA INC 3.875 5 4 54312026/1/15
WILLIAMS PARTNERS LP 4.0 35 35 3,869(2025/9/15
WPP FINANCE 5.625 25 23 2,55212043/11/15
Ji1\ Et 299,559
(h+5) FHFIRIL| FHFIRIL
& Ef # | CANADIAN GOVT 0.5 15 14 1,197 | 2022/3/1
CANADIAN GOVT 1.75 90 89 7,457 | 2023/3/1
#h 75 & 5 % | ONTARIO PROVINCE 1.95 10 9 8081 2023/1/27
ONTARIO PROVINCE 4.65 45 56 4,678 | 2041/6/2
¥ % & % | INTER-AMERICAN DEV 4.4 20 22 1,856 | 2026/1/26
(BRr <E=RRME) | INTL BK RECON&DEV 2.2 25 25 2,080]2022/1/18
T BB
(BOEEEEE) ALIMENTATION COUC 3.319 60 60 5,007 | 2019/11/1
I\ £t 23,087
(1—0O) F1—0O Fa1—0O
(K1) f& 5F % | BUNDESREPUB. DEUT 0.5 140 147 18,329 2026/2/15
BUNDESREPUB. DEUT 35 75 76 9,492 | 2019/7/4
B K E &
(% < 25E) KFW 0.25 45 45 5,650 2025/9/15
T & 1t & % | COMMERZBANK 0.625 15 15 1,908 | 2025/5/28
(BUEREEAES) | COMMERZBANK 4.0 25 26 3,257 2026/3/23
(151)77) & 3f % | BUONI POLIENNALI 1.25 70 64 8,070(2026/12/1
BUONI POLIENNALI 2.5 20 20 2,528 (2025/11/15
BUONI POLIENNALI 5.0 75 83 10,395 | 2022/3/1
(7Z>2R) f& Ef # | FRANCE (GOVT OF) 1.75 80 87 10,952 (2024/11/25
FRANCE (GOVT OF) 3.25 10 13 1,744 1 2045/5/25
FRANCE (GOVT OF) 4.5 30 48 6,055 |2041/4/25
FRANCE(GOVT OF) - 55 55 6,917 12023/3/25
ZTBEHBES
(%MQ ) AXA SA VAR 5.25 50 52 6,575 |2040/4/16
(A1) f& Ef % |BONOS Y OBLIG DEL 1.3 70 72 8,978 (2026/10/31
BONOS Y OBLIG DEL 4.2 20 26 3,338 2037/1/31
NILF-) & EFf Z | BELGIUM KINGDOM 0.8 30 30 3,806 2028/6/22
TAN7VR)| &8 1t & 25 | BANK OF IRELAND 3.625 100 106 13,231 2020/10/2
(BURELAES) | JOHNSON CONTROLS 1.0 100 100 12,502 (2023/9/15
(ZOMAth) | #bJ5 & & 25 | PROVINCE OF QUEBEC 0.875 100 103 12,88312025/1/15
B % EF
(15 < 2RUE) NORDIC INVST BK 0.125 35 35 4,400 (2024/6/10
I\ £t 151,020
T FUR) FHRAYR| FREAUR
f& EF z | UK TSY 1.75 40 40 5,677 |2019/7/22
UK TSY 2.0 25 26 3,784 2025/9/7
UK TSY 3.25 25 33 4,669 |2044/1/22
UK TSY 4.25 10 14 2,068 | 2039/9/7
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T @t ES| AXASA 7.125 10 10 1,54712020/12/15
(BCRELAES) | ENEL FINANCE 5.75 50 62 8,875(2040/9/14
HSBC HOLDINGS 5.75 35 41 5,866 [2027/12/20
I\ §t 32,488
(A1 R) FRARTZV | FRARTZ Y
O &
(5 < SaE) EUROPEAN INVT BK 2.375 35 36 4,006 |2020/7/10
(R T—F) FA91-7090-F | FA91-7070-F
& 3f % | SWEDISH GOVT 1.5 250 269 3,196 (2023/11/13
(/Iox—) F/V91-70-% | F/h91-70-2
& EF % | NORWEGIAN GOVT 2.0 260 268 3,420|2023/5/24
¥ E S
(55 < 2RLE) NORDIC INVESTMENT B 1.375 450 450 5,744 12020/7/15
I £t 9,164
(F>o~—7) F73-790-% | ¥7/3-770-%
& S % | KINGDOM OF DENMARK 1.75 380 429 7,182 (2025/11/15
(F=ANZ1)7) FA=ANIUTRI | FA=ANIUT R
#h 5 & 5 25 | QUEENSLAND TREASURY 6.25 65 67 5,310 2020/ 2/21
L@ ES
(B6REE\EE) HOLCIM FINANCE AU 3.75 40 40 3,167 12020/3/19
I\ £t 8,478
(Za-9-3U8) F22-J-9URR0 | FZa-T-F0RR1
& I % | NEW ZEALAND GOVT 5.5 10 11 866 |2023/4/15
(> HR=I) FOUAR=IRL | FYoAR-IRI
& Ef % | SINGAPORE GOVT 2.75 20 20 1,677 2023/7/1
(BE) FBE A | FTEE 5>
& EF % | KOREA TREASURY 1.75 100,000 100,254 9,844 | 2020/6/10
a8 gt 550,573
CE1) FERBELRAL. HROFHZ 0N EDONBERZBETEREDMEICKLATERELLEENDTT,
CE£2) SBEOBAFRGEUE T,
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= B =x
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2 it & 550,573 95.2
3 — L - O - > = | % 0 f 27.822 48
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mex | LDV meEm
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M % % % % BAH
1883(20174 2 H15H) 13,735 11.8 255.73 9.8 97.1 - 8,397
19H8(2017F 8 H15H) 14,206 34 266.53 4.2 98.3 - 7,784
20H8(2018% 2 H15H) 14,585 2.7 274.54 3.0 94.2 - 7,187
2153201858 H15H) 13,252 20901 249.60 291 96.5 - 7,070
22H8(2019% 2 H15H) 13,964 5.4 265.63 6.4 97.1 - 7,674

O 1) BAEMERE 1 052 RITEL).

(0£2) & (B=A) BY1FRZzEHRLTVWET UTFEL),
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(4) ESEYHERSERLE-FFRIEE CITAL).
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8 AR 12,979 A2 247.31 209 95.5 -
£ 9 AR 13,541 2.2 258.63 3.6 97.5 -
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11A=xR 13,747 3.7 262.27 5.1 98.9 -
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(H# 20194 2 B15H 13,964 5.4 265.63 6.4 97.1 —
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™ EASEORE 20194 2 B158H#E
SNE NEE) LB
A TEERIFET
X i) S i : 55 B B#UT EAT AR A LR
FESE | amen | mamEss | O |8 A & B[ &bt | 2&LE | 2658
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(TILEUF) % | F7NEVFIRY | FTNESFINRY FH
f& EF Z | REP ARGENTINA 18.2 62,820 56,476 163,216 ]2021/10/3
ZEHES
EOBEEARE) YPF SOCIEDAD ANONI 16.5 51,235 32,406 93,654 | 2022/5/9
I £t 256,871
(AF>0) FAESARY | FAFEANRY
f& EF # | MEX BONOS DESARR 10.0 11,100 12,236 70,238 (2036/11/20
MEX BONOS DESARR 5.75 49,723 42,963 246,612 | 2026/3/5
MEX BONOS DESARR 6.5 9,356 8,996 51,637 2021/6/10
MEX BONOS DESARR 8.0 8,785 8,758 50,273 |2020/6/11
MEX BONOS DESARR 8.0 14,378 14,281 81,977 |2023/12/7
MEX BONOS DESARR 8.5 14,200 14,158 81,267 | 2029/5/31
% 1? f PETROLEOS MEXICAN 7.65 19,900 18,503 106,207 (2021/11/24
(FR<ERE)
B tt & 25 | AMERICA MOVIL SA 6.45 8,800 7,977 45,789 2022/12/5
(BOREENES) | AMERICA MOVIL SA 8.46 3,000 2,516 14,443 12036/12/18
I £t 748,448
(7Z2)) FIZINLTN | FTZIMT I
f& S % | NOTA DO TESOURO FT 10.0 10,665 11,328 336,215| 2021/1/1
NOTA DO TESOURO FT 10.0 7,200 7,736 229,606 2023/1/1
NOTA DO TESOURO FT 10.0 8,233 8,882 263,633 | 2025/1/1
NOTA DO TESOURO FT 10.0 1,422 1,536 45,603 | 2027/1/1
I £t 875,058
(F1)) FFURY | FFURY
f& EF Z | BONOS TESORERIA 45 460,000 469,181 77,649 2021/2/28
BONOS TESORERIA 4.5 140,000 146,176 24,192 | 2026/3/1
REP OF CHILE 4.5 575,000 600,576 99,395 | 2026/3/1
I £t 201,237
(JOo>E7) FoooeyRy | Faose7RY
f& EF Z5 | TITULOS DE TESORERI 6.25| 2,100,000 2,082,412 72,884 (2025/11/26
TITULOS DE TESORERIA 10.0| 2,510,000 2,953,988 103,389 2024/7/24
TITULOS DE TESORERIA 7.0| 5915,000| 6,165,060 215,777 | 2022/5/4
TITULOS DE TESORERIA 7.5| 3,290,000 3,477,285 121,705|2026/8/26
5@ 1t & 25 | EMGESA 8.75| 1,460,000 1,513,012 52,955|2021/1/25
(BUREEANES) | EMPRESAS PUBLIC 8.375| 1,110,000| 1,062,014 37,170 2027/11/8
I £t 603,882
RIL—=) FARIL=VII |[FRIL=VI
f& Ef # | PER OF PERU 5.94 2,285 2,354 77,901 |2029/2/12
PER OF PERU 8.2 1,653 1,960 64,861 |2026/8/12
PERU BONO SOBERANO 6.95 1,105 1,218 40,296 | 2031/8/12
REP OF PERU 6.35 1,621 1,707 56,498 | 2028/8/12
I\ gt 239,558
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(IITTA) % | TINTTARY | FINTTANRY FH
f& 5F % | REP URUGUAY 9.875 4,360 4,372 14,823 | 2022/6/20
(ML) FRLAUZ| FNLTUS
& 5F % | TURKEY GOVT 13.0 2,310 2,209 46,254 12019/11/13
TURKEY GOVT 16.2 2,885 2,956 61,888 | 2023/6/14
TURKEY GOVT 8.0 6,485 4,766 99,760 | 2025/3/12
TURKEY GOVT 8.5 1,830 1,746 36,559 2019/7/10
TURKEY GOVT 9.2 1,785 1,513 31,680 2021/9/22
TURKEY GOVT 9.5 11,125 9,390 196,552 | 2022/1/12
I £t 472,696
(FxI) FFx32)VF | FFz32NF
ElE CZECH REPUBLIC 2.5 13,850 14,669 71,002 | 2028/8/25
(N\H1—) FA=THUN | FNB=T5) 0N
& 5F % | HUNGARY GOVT 7.0 492,360 582,314 227,859 2022/6/24
(R—=Z>R) Fh-7RA0F | FR-FVRZA0F
& 3f % | POLAND GOVT 1.5 3,915 3,913 112,695| 2020/ 4/25
POLAND GOVT 2.5 6,750 6,735 193,991 | 2026/7/25
POLAND GOVT 4.0 9,035 9,821 282,846 ({2023/10/25
POLAND GOVT 5.5 2,490 2,564 73,87012019/10/25
1N it 663,404
a7 FOy7N=70 | FO¥T7L=TI
& 3 RUSSIA GOVT 6.4 32,525 32,014 52,8231 2020/5/27
RUSSIA GOVT 7.0 76,675 73,799 121,769 2023/8/16
RUSSIA GOVT 8.15 216,870 216,544 357,298 | 2027/2/3
N §t 531,891
W—<==7) FIN-<Z7L1 | FI—<=T7LA
f& 5 # | ROMANIA 5.95 4,010 4,209 110,797 2021/6/11
(¥L—7) =570y | FL=S7 AN
f& 5E Z | MALAYSIA GOVT 3.418 5,135 5,089 137,986 | 2022/8/15
MALAYSIA GOVT 3.48 2,450 2,425 65,759 2023/3/15
MALAYSIA GOVT 3.659 4,205 4,215 114,28212020/10/15
MALAYSIA GOVT 39 3,075 3,076 83,404 12026/11/30
I £t 401,432
(91) FIAN=Y | FITAN=Y
& 3§ THAILAND GOVT 3.58 21,000 22,937 80,967 |2027/12/17
THAILAND GOVT 3.625 68,275 72,707 256,657 |2023/6/16
THAILAND GOVT 3.65 31,775 33,277 117,47112021/12/17
I £t 455,096
(71UEY) FI1UEIRY | FT140EIRY
& g REP PHILIPPINES 39 22,000 21,099 44,52012022/11/26
REP PHILIPPINES 6.25 14,000 14,393 30,369 | 2036/1/14
I £t 74,889
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GBS EREERE NEEew [EREaE E=EFRE
(1 R2Y7) % | FA/RZITIET | FAYRZSTIET FH
f& 5F % | INDONESIA GOVT 7.0124,901,000(23,197,771 183,262 | 2027/5/15
INDONESIA GOVT 8.375|35,564,000 (36,314,400 286,883 |2024/3/15
INDONESIA GOVT 8.375| 8,300,000 8,505,433 67,192 |2026/9/15
INDONESIA GOVT 9.0(26,324,000 (28,116,848 222,123(2029/3/15
@t f& 25 | JASA MARGA 7.5| 4,800,000 4,540,320 35,868 (2020/12/11
(BORELNES) | PT WIJAYA KARYA 7.7| 4,100,000| 3,910,293 30,891 |2021/1/31
I £t 826,222
(TN FIVFNRUR | FITVTMRVR
f& Ef % | ARAB REP OF EGYPT 14.5 7,690 6,910 43,469 | 2025/2/20
F@777')7h) FE77IUn70R | FE77Un7 R
& 3F % | REP SOUTH AFRICA 10.5 21,390 23,176 181,005(2026/12/21
REP SOUTH AFRICA 6.25 25,800 18,256 142,579| 2036/ 3/31
REP SOUTH AFRICA 7.0 49,020 40,064 312,900| 2031/2/28
I £t 636,485
a8 &t 7,455,125
CE1) FERBELHL. HROFHOZ 0N EDONBEEEETERBDOMEICKLTERELEZEHEDTT,
(E£2) SEOBAREERT,
(E3) FHAIC OV TIFERIERES S, MSERAtELVT—IZAFLTVET,

Cx4)

EFEE. BABEOBEEEELLTVET,

* HRABROFHFHEISORER>H D EL A
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™ BEEEHEDER 2019% 2 B1585%E
= B =x
= S ¥ m = I =
T %
2 it & 7,455,125 97.1
2 — 2 - O - > =® _ % ftt 219,755 29
B & B 5 ft 7 @ i 7.674.380 100.0

(1) SEAOBRARBEYIE o

(E2) BERICHTDNERMERE (7,667,977FH) DRESFTHELSER (7,674,880FM) ([CHT BHE(FI.9%TT,
(CE3) NEEEER. HEROEHE DA EDONBEEEETEBGOMEICRVTERELLHNDTT, BH. 2019F2H15HICH T BIBEMREL

—NE. TKRRIL=110.44F.

17IWEYF>RY =289,

1 A% >RV =574,

17527 IL=29.68M.

1FURY =

0.1655M. 130>E7/RY=0.035M. 1))=Y )L=33.08M. 1777/ =339M, 1 ~LOJF=2093M. 1Fx313)L

+=4.84M.
26.32M.

1TN\H)=7#41)> ~=0.3913M.
1YL= 7U2Fy h=27.11M.
1IVFRRYR=629. 187 7UHT>R=781HTY,

I© #5E&. af TARUEEMEORR

1 R—35> RXAOF=28.80M.
194 N\N—Y=353M.

17100V =211

I© BEzsors

10> 7)L—7)=1.65M.

TIWN—<Z7L1=

14> K27 )LE7 =0.0079MA.

2019 2 A15HR®T (20185 8HB16HN 520192 815H%7T)
15 B EE: S 15 = = A

(A) & B 7,674,880,236H (A) B =] & 1Y Fad 270,894,619H
O — ) o — > = 87.488.805 = HY bl 2 270,902,594
4 #t fBET@EE) | 7.455,125,739 £ ih Fil R & 7,975
* I ) =\ 124,415,493 B)E i 5F 35 5c B & = 165,126,513
o B M 7,850,199 7 = if . ?ij’Zig'Z?;

JC =l =] s s

® EEE " 71 E 1: © & : - B =4 VAN 9,035,595
= (D)X H 8 & £(A+B+CQ) 426,985,537
©O# 7 E & &A-B) 7.674,880.222 (BE)ml HI ¥ ® B & = 1,735,202,877
7 | 5496231.576 F)i& i 8 % = 8 & &| 166305853
R H B E B & 2,178,648,646 G # = B & 2|, 149845621
D)= # & # 0O | 549,231,5760 H &t (D+E+F+G)| 2,178,648,646
1 /A0Os7Y B#(fHEa(C. D) 13,964H X OH & ® 1B & E(H) 2,178,648,646

(1) SHRCHTB 1 OB ) E R 1.39649 GX1) B EMEIFSEERIRROFMER CLBENEZHET.

(¥2) HiEAZE
HAPE IR ETTARE
HATh— B AR TTAZE

(E3) FTTADWER
HEEE T 7R
MHAMFEEREERES 77 /R (T7VR5v7)

5,335,191,808MH
573,694,147
412,654,379H

178,462,458H
5,317,769,118H

(X2) (O)fSEEHREMEZ(C (FEEERMICH T S HERFEZFESHT

KRULTWVWETD,

CEX3) (FENEFEEERECHD D FFEDEMREDE. BN
REZ UILBEED STTAZE LS IVWEEBED E VW ET,

(0X4) QBNEEREEH2 D, PERENDER.

TEAD SR

fgRE=LSIVWEEREDZLWVET,
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