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(2) MBUARRETES
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g

?EE%L CTRIEMETAEY 2 RHEE :
RIEMETAET 5RE

TERBTHICHRDREIRA G

SETRS

ZDDOERE

BEGST

afg

B U TCAEMETAET dERalE

FERBTHICRIREIRERX

ZOftD&EE

a8EGst (BRUESNAERDIISOREECFET SHEEZR)

CKRIL)

3.518,094,746
28,881,326
82,265,136
116,605,038

3.745,846,246

(15,718,817)
(119,334,340)

(135,053,157)

BRUESIEARMAISOREE (CIRRT HEE 3,610,793,089
(3) FfthiEEzFEAHER
2017F11H308%K%E
wo= F|=E - RIEfTE MBELE
i 5 (%) FEE CKR L) %)
FEMDH2AEMEZS—87.53% (20164 : 87.48%)
#H1E—-87.53% (20164 : 87.48%)
NZEFEBLUBHE —0.45% (20164 1 0.10%)
11,000,000 Bombardier Inc 7.750 15/03/2020 11,889,240 0.33
4,000,000 Meccanica Holdings USA Inc 6.250 15/07/2019 4,262,440 0.12
fzZ—0.73% (20164 : 0.63%)
3,627,777 American Airlines 2013-2 Class B Pass Through Trust 5.600 15/07/2020 3,784,678 0.10
10,300,000 American Airlines Group Inc 6.125 01/06/2018 10,506,000 0.29
6,320,000 American Airlines Group Inc 5.500 01/10/2019 6,541,200 0.18
5,650,000 United Continental Holdings Inc 6.375 01/06/2018 5,763,000 0.16
BEEEHIUEREBE—3.32% (201645 : 3.25%)
15,748,000 American Axle & Manufacturing Inc 6.250 15/03/2021 16,181,070 0.45
16,599,000 American Axle & Manufacturing Inc 6.625 15/10/2022 17,200,714 0.48
4,500,000 Fiat Chrysler Automobiles NV 4500 15/04/2020 4,658,850 0.13
38,806,000 Goodyear Tire & Rubber Co 5.125 15/11/2023 40,358,240 1.12
5,478,000 Schaeffler Finance BV 4.750 15/05/2023 5,669,730 0.16
33,900,000 ZF North America Capital Inc 4.000 29/04/2020 35,256,000 0.98
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e B % mes  GAO) MR
iR1T—-1.27% (20165 : 1.48%)
14,100,000 Ally Financial Inc 3.250 05/11/2018 14,190,945 0.39
30,000,000 Ally Financial Inc 3.750 18/11/2019 30,525,000 0.85
1,000,000 Ibercaja Banco SA 5.000 28/07/2025 1,240,044 0.03
BoE—3.70% (20165 : 4.02%)
14,234,000 AMC Networks Inc 4.750 15/12/2022 14,601,949 0.40
10,840,000 LIN Television Corp 5.875 15/11/2022 11,341,350 0.31
12,325,000 Netflix Inc 5.375 01/02/2021 13,126,125 0.36
10,195,000 Netflix Inc 5.500 15/02/2022 10,895,906 0.30
34,963,000 Sinclair Television Group Inc 5.375 01/04/2021 35,837,075 0.99
9,835,000 Sirius XM Radio Inc 3.875 01/08/2022 9,959,905 0.28
20,296,000 Sirius XM Radio Inc 6.000 15/07/2024 21,615,240 0.60
16,310,000 Tribune Media Co 5.875 15/07/2022 16,717,750 0.46
B4 —2.38% (20165 @ 1.77%)
6,263,000 American Builders & Contractors Supply Co Inc 5750 15/12/2023 6,640,659 0.18
43,150,000 Cemex SAB de CV 6.109 15/10/2018 44,539,430 1.23
6,980,000 HD Supply Inc 5.750 15/04/2024 7,451,150 0.21
11,750,000 Standard Industries Inc 5.125 15/02/2021 12,130,347 0.34
14,550,000 Standard Industries Inc 5.500 15/02/2023 15,313.875 0.42
T=TLHELOFETLE-7.20% (20165 : 6.65%)
28,413,000 Altice Financing SA 6.500 15/01/2022 29,407,455 0.81
16,150,000 Altice US Finance | Corp 5375 15/07/2023 16,473,000 0.46
52,142,000 CCO Holdings Llc 5.250 30/09/2022 53,673,671 1.49
23,313,000 Cequel Communications Holdings I Llc 6.375 15/09/2020 23,691,836 0.66
36,000,000 CSC Holdings Llc 10.125 15/01/2023 40,725,000 1.13
13,222,000 DISH DBS Corp 4.250 01/04/2018 13,344,965 0.37
4,350,000 DISH DBS Corp 7.875 01/09/2019 4,666,288 0.13
14,150,000 DISH DBS Corp 6.750 01/06/2021 15,105,125 0.42
3,465,000 Midcontinent Communications 6.875 15/08/2023 3,698,888 0.10
31,257,000 SFR Group SA 6.000 15/05/2022 31,550,191 0.87
26,660,700 Unitymedia Hessen GmbH & Co KG 5.500 15/01/2023 27,393,869 0.76
BA—-0.51% (20164 : 1.14%)
17,562,000 Anixter Inc 5.625 01/05/2019 18,242,528 0.51
{E%—-0.15% (2016%F : 0.29%)
5,000,000 Celanese US Holdings Llc 5.875 15/06/2021 5,497,008 0.15
B —0.66% (20164 : 0.33%)
22,907,000 Spectrum Brands Inc 6.625 15/11/2022 23,823,280 0.66
a7+ -3.17% (20165 : 4.42%)
10,000,000 Ardagh Packaging Finance Plc 4.625 15/05/2023 10,300,000 0.29
5,748,000 Berry Plastics Corp 5.500 15/05/2022 5,963,550 0.17
4,000,000 Berry Plastics Corp 5.125 15/07/2023 4,205,000 0.12
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23,025,000 Reynolds Group Issuer Inc 5.750 15/10/2020 23,445,453 0.65
35,435,000 Reynolds Group Issuer Inc 4.859 15/07/2021 36,143,700 1.00
23,406,000 Sealed Air Corp 6.500 01/12/2020 25,863,630 0.72

7,713,000 Silgan Holdings Inc 5.000 01/04/2020 7,770,848 0.22

HWEEMT—EX-3.44% (20165 : 2.50%)

19,275,000 Aircastle Ltd 6.250 01/12/2019 20,537,513 0.57

5,800,000 DAE Funding Llc 4.000 01/08/2020 5,839,150 0.16
12,575,000 DAE Funding Llc 4500 01/08/2022 12,543,563 0.35
20,140,000 Icahn Enterprises LP 4.875 15/03/2019 20,240,700 0.56

4,200,000 Icahn Enterprises LP 6.000 01/08/2020 4,328,625 0.12

5,600,000 International Lease Finance Corp 5.875 01/04/2019 5,850,782 0.16

7,000,000 International Lease Finance Corp 6.250 15/05/2019 7,369,534 0.20

4,550,000 International Lease Finance Corp 8.250 15/12/2020 5,242,727 0.15
17,500,000 Park Aerospace Holdings Ltd 5.250 15/08/2022 17,959,375 0.50
21,859,000 Springleaf Finance Corp 7.750 01/10/2021 24,290,814 0.67

WEAT 17 —5.85% (20165 : 4.98%)

14,372,000 Cable One Inc 5.750 15/06/2022 14,910,950 0.41
37,538,000 Clear Channel Worldwide Holdings Inc 6.500 15/11/2022 38,288,760 1.06
22,531,000 Lamar Media Corp 5.875 01/02/2022 23,122,439 0.64

4,250,000 Lamar Media Corp 5375 15/01/2024 4,483,750 0.12

6,306,000 Match Group Inc 6.750 15/12/2022 6,471,533 0.18
11,658,000 Nielsen Co Luxembourg SARL 5.500 01/10/2021 12,022,312 0.33
29,650,000 Nielsen Finance Llc 4.500 01/10/2020 30.057.687 0.83
11,500,000 Nielsen Finance Llc 5.000 15/04/2022 11,866,275 0.33
25,495,000 Outfront Media Capital Llc 5.250 15/02/2022 26,307,526 0.73
13,054,000 TEGNA Inc 5.125 15/10/2019 13,249,810 0.37
25,325,000 TEGNA Inc 5.125 15/07/2020 26,021,437 0.72

4,402,000 TEGNA Inc 6.375 15/10/2023 4,649,613 0.13

IRILF—=922% (20165 : 4.99%)

9,500,000 Antero Resources Corp 5375 01/11/2021 9,773,125 0.27

8,000,000 Antero Resources Corp 5.125 01/12/2022 8,240,000 0.23
12,000,000 CNX Resources Corp 5.875 15/04/2022 12,330,000 0.34
20,349,000 Continental Resources Inc 5.000 15/09/2022 20,806,852 0.58

9,250,000 DCP Midstream Operating LP 2.500 01/12/2017 9,250,000 0.26
14,675,000 Endeavor Energy Resources LP 7.000 15/08/2021 15,197,797 0.42
10,005,000 Genesis Energy LP 5.750 15/02/2021 10,130,062 0.28

6,250,000 Laredo Petroleum Inc 5.625 15/01/2022 6,357,563 0.18

5,000,000 Matador Resources Co 6.875 15/04/2023 5,300,000 0.15

8,722,000 Nabors Industries Inc 6.150 15/02/2018 8,743,805 0.24

3,000,000 Newfield Exploration Co 5.750 30/01/2022 3,221,250 0.09

5,386,000 Noble Energy Inc 5.625 01/05/2021 5,529,745 0.15

4,200,000 Oasis Petroleum Inc 6.500 01/11/2021 4,263,000 0.12
20,155,000 Oasis Petroleum Inc 6.875 15/03/2022 20,583,294 0.57

5,300,000 PDC Energy Inc 7.750 15/10/2022 5,513,643 0.15

9,600,000 Rockies Express Pipeline Lic 6.850 15/07/2018 9,828,000 0.27
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7,400,000 Rockies Express Pipeline Lic 5.625 15/04/2020 7,788,500 0.22
9,568,000 RSP Permian Inc 6.625 01/10/2022 10,094,240 0.28
44,500,000 Sabine Pass Liquefaction Llc 5.625 01/02/2021 47,879,387 1.33
6,450,000 SESI Llc 7.125 15/12/2021 6,611,250 0.18
21,191,000 Sunoco LP 6.250 15/04/2021 22,038,640 0.61
12,325,000 Targa Resources Partners LP 4.125 15/11/2019 12,448,250 0.34
8,800,000 Targa Resources Partners LP 5.250 01/05/2023 9,042,000 0.25
3,000,000 Targa Resources Partners LP 4.250 15/11/2023 2,966,250 0.08
5,000,000 Targa Resources Partners LP 6.750 15/03/2024 5,393,750 0.15
24,766,000 Tesoro Logistics LP 5.500 15/10/2019 25,965,913 0.72
7,353,000 Tesoro Logistics LP 6.125 15/10/2021 7,578,222 0.21
14,625,000 Whiting Petroleum Corp 5.000 15/03/2019 14,807.812 0.41
4,666,000 WPX Energy Inc 7.500 01/08/2020 5,085,940 0.14
I2I—TAAYNBIUME—0.22% (20164 : 0.26%)
5,875,000 National CineMedia Llc 6.000 15/04/2022 5,977.813 0.17
1,575,000 Regal Entertainment Group 5.750 15/03/2022 1,630,125 0.05

RIE-2L (20164 : 0.53%)

BRBLUERB/NT-0.76% (20165 : 1.40%)

16,911,000 Rite Aid Corp 9.250 15/03/2020 17,228,081 0.48
10,300,000 Rite Aid Corp 6.750 15/06/2021 10,248,500 0.28
BR. RSB I09/NT-2.69% (20165 : 4.20%)
39,950,000 Aramark Services Inc 5.125 15/01/2024 42,247,125 1.17
9,175,000 Constellation Brands Inc 3.875 15/11/2019 9,444,821 0.26
34,315,000 JBS USA Luxembourg SA 8.250 01/02/2020 34,701,044 0.96
10,250,000 Post Holdings Inc 6.000 15/12/2022 10,736,875 0.30
F—15—2.89% (20165 : 1.46%)
12,627,000 Boyd Gaming Corp 6.875 15/05/2023 13,495,106 0.37
25,199,000 GLP Capital LP 4375 01/11/2018 25,576,985 0.71
30,505,000 MGM Resorts International 6.750 01/10/2020 33,431,650 0.93
30,118,000 Scientific Games International Inc 7.000 01/01/2022 31,849,785 0.88

NIVRT7—6.80% (20164 : 8.04%)

27,396,000 Centene Corp 5.625 15/02/2021 28,354,860 0.79
30,225,000 DaVita Inc 5.750 15/08/2022 31,165,753 0.86

6,575,000 Envision Healthcare Corp 5.625 15/07/2022 6,739,375 0.19
10,000,000 Fresenius Medical Care US Finance Il Inc 5.625 31/07/2019 10,502,126 0.29

6,239,000 Hologic Inc 5.250 15/07/2022 6,535,353 0.18
17,490,000 LifePoint Health Inc 5.500 01/12/2021 17,708,625 0.49
27,970,000 Mallinckrodt International Finance SA 4.875 15/04/2020 27,130,900 0.75
18,740,000 MPT Operating Partnership LP 6.375 01/03/2024 20,332,900 0.56
20,075,000 Service Corp International 5.375 15/01/2022 20,639,609 0.57
14,574,000 Service Corp International 5.375 15/05/2024 15,393,788 0.43
15,350,000 Tenet Healthcare Corp 6.000 01/10/2020 16,175,062 0.45



21-RXZyF-ya—b-Falb—=2ar - NA=LR - T7VR=-AYZRIPYI>ALSIZY b

4,000,000 Tenet Healthcare Corp 7.500 01/01/2022 4,235,000 0.12
17.615,000 Universal Hospital Services Inc 7.625 15/08/2020 17,752,397 0.49
11,350,000 Valeant Pharmaceuticals International Inc 6.500 15/03/2022 11,945,875 0.33
10,000,000 Valeant Pharmaceuticals International Inc 7.000 15/03/2024 10,737,500 0.30

FEEESSOFREE—2.54% (2016%F : 3.70%)
13,236,000 CalAtlantic Group Inc 6.625 01/05/2020 14,427,240 0.40

5,000,000 CalAtlantic Group Inc 8.375 15/01/2021 5,800,000 0.16
26,250,000 Lennar Corp 4.500 15/11/2019 27,037,500 0.75

3,450,000 Realogy Group Llc 5.250 01/12/2021 3,592,312 0.10
17.850,000 Realogy Group Llc 4875 01/06/2023 18,073,125 0.50

7,906,000 Sabra Health Care LP 5.500 01/02/2021 8,158,004 0.23
14,025,000 TRI Pointe Group Inc 4.375 15/06/2019 14,375,625 0.40

LYv——712L (20165 : 1.94%)
EBPIVMZE-2.81% (2016£F : 2.60%)
9,650,000 Aleris International Inc 9.500 01/04/2021 10,204,875 0.28
5,131,000 Arconic Inc 6.150 15/08/2020 5,542,250 0.15
34,170,000 FMG Resources August 2006 Pty Ltd 9.750 01/03/2022 38,099,550 1.06
7,000,000 Freeport-McMoRan Inc 3.100 15/03/2020 7,035,000 0.19
21,925,000 Peabody Energy Corp 6.000 31/03/2022 22,637,562 0.63
4,384,000 SunCoke Energy Inc 7.625 01/08/2019 4,384,000 0.12
12,195,000 Teck Resources Ltd 8.500 01/06/2024 13,871,813 0.38
#£—0.50% (20164 : 1.09%)

14,000,000 Smurfit Kappa Acquisitions Unlimited Co 3.171  15/10/2020 18,046,442 0.50
LZAKS>—0.85% (20165 : 0.61%)

20,937,000 New Red Finance Inc 4.625 15/01/2022 21,460,425 0.59

9,500,000 New Red Finance Inc 4250 15/05/2024 9,538,000 0.26

H—E2X-3.38% (20164 : 4.09%)
40,000,000 AECOM 5.750 15/10/2022 41,900,000 1.16
12,791,000 Hertz Corp 6.750 15/04/2019 12,791,000 0.35
13,442,000 Hertz Corp 5.875 15/10/2020 13,464,851 0.37
17,000,000 Iron Mountain Inc 4375 01/06/2021 17,501,840 0.48

9,000,000 Iron Mountain Inc 5.750 15/08/2024 9,258,750 0.26
14,150,000 Prime Security Services Borrower Llc 9.250 15/05/2023 15,653,438 0.43
10,000,000 United Rentals North America Inc 4.625 15/07/2023 10,337,500 0.29

1,275,000 United Rentals North America Inc 5.750 15/11/2024 1,349,906 0.04

% —1.05% (20165 : 1.52%)

9,929,000 AK Steel Corp 7.625 01/10/2021 10,326,160 0.29

3,046,000 AK Steel Corp 7.500 15/07/2023 3,320,140 0.09

6,000,000 ArcelorMittal 6.125 01/06/2018 6,117,750 0.17
17,434,000 Steel Dynamics Inc 5.125 01/10/2021 17,935,227 0.50
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Z—/S—I\5E—3.85% (20164 : 3.42%)
21,504,000 Dollar Tree Inc 5.250 01/03/2020 21,947,520 0.61
18,845,000 Dollar Tree Inc 5.750 01/03/2023 19,810,806 0.55
15,105,000 Group 1 Automotive Inc 5.000 01/06/2022 15,652,556 0.43
4,500,000 Group 1 Automotive Inc 5.250 15/12/2023 4,680,000 0.13
14,630,000 L Brands Inc 8.500 15/06/2019 15,964,988 0.44
37,462,000 Michaels Stores Inc 5.875 15/12/2020 38,117,585 1.06
2,865,000 Party City Holdings Inc 6.125 15/08/2023 2,993,925 0.08
19,152,000 Penske Automotive Group Inc 5.750 01/10/2022 19,750,500 0.55
T7./0Y—-5.04% (20164 : 2.52%)
2,500,000 Amkor Technology Inc 6.375 01/10/2022 2,587,500 0.07
7,163,000 CommsScope Inc 5.000 15/06/2021 7,368,041 0.20
2,000,000 CommScope Inc 5500 15/06/2024 2,102,500 0.06
13,000,000 CommScope Tech Llc 6.000 15/06/2025 13,975,000 0.39
9,134,000 EMC Corp 2.650 01/06/2020 9,039.875 0.25
19,843,000 Equinix Inc 5.375 01/04/2023 20,553,379 0.57
3,675,000 Equinix Inc 5.750 01/01/2025 3,955,219 0.1
28,550,000 First Data Corp 7.000 01/12/2023 30,334,375 0.84
9,200,000 First Data Corp 5.000 15/01/2024 9,556,500 0.26
15,330,000 NCR Corp 6.375 15/12/2023 16,192,312 0.45
10,772,000 Nuance Communications Inc 5375 15/08/2020 10,949,738 0.30
6,000,000 NXP BV 5.750 15/03/2023 6,225,000 0.17
36,475,000 Western Digital Corp 10.500 01/04/2024 42,456,900 1.18
6,342,000 Zebra Technologies Corp 7.250 15/10/2022 6,699,530 0.19
BE—8.94% (20165 : 10.12%)
7,530,000 CenturylLink Inc 5.625 01/04/2020 7,577,062 0.21
4,000,000 CenturylLink Inc 6.450 15/06/2021 4,000,000 0.11
9,450,000 Frontier Communications Corp 8.125 01/10/2018 9,402,750 0.26
4,500,000 Frontier Communications Corp 7.125 15/03/2019 4,359,375 0.12
5,623,000 Frontier Communications Corp 8.500 15/04/2020 5,155,588 0.14
30,831,000 Hughes Satellite Systems Corp 6.500 15/06/2019 32,526,705 0.90
38,352,000 Inmarsat Finance Plc 4875 15/05/2022 39,166,980 1.07
14,425,000 Intelsat Jackson Holdings SA 8.000 15/02/2024 15,290,500 0.42
12,845,000 Level 3 Financing Inc 6.125 15/01/2021 13,085,844 0.36
15,000,000 Level 3 Financing Inc 5375 15/08/2022 15,150,000 0.42
12,575,000 SBA Communications Corp 4.000 01/10/2022 12,700,750 0.35
8,500,000 SoftBank Group Corp 4500 15/04/2020 8,722,700 0.24
6,000,000 Sprint Communications Inc 7.000 15/08/2020 6,420,000 0.18
35,570,000 Sprint Corp 7.875 15/09/2023 38,415,600 1.06
6,890,000 T-Mobile USA Inc 6.000 01/03/2023 7,246,041 0.20
32,070,000 T-Mobile USA Inc 6.625 01/04/2023 33,633,412 0.92
15,000,000 T-Mobile USA Inc 6.500 15/01/2024 15,956,250 0.44
15,425,000 Wind Tre SpA 2.625 20/01/2023 18,250,195 0.51
4,518,000 Windstream Services Llc 7.750 15/10/2020 3,930,660 0.1
31,600,000 Zayo Group Llc 6.000 01/04/2023 33,041,750 0.92
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RE—3.16% (20164 : 3.43%)
27,395,000 AES Corp 7.375 01/07/2021 30,956,350 0.86
29,821,000 Calpine Corp 6.000 15/01/2022 30,827,459 0.85
19,825,000 Dynegy Inc 7.375 01/11/2022 21,237,531 0.59
3,800,000 Dynegy Inc 7625 01/11/2024 4,156,250 0.12
25,505,000 NRG Energy Inc 6.250 15/07/2022 26,684,606 0.74
EEMOH2EMES (*|HE) Gt 3.160,571,787 87.53
J—RL—hO—->-9.90% (20164 : 9.76%)
NZEFEBLUBE—0.57% (20164 : 0.53%)
20,688,009 TransDigm Inc 4.479 14/05/2022 20,731,868 0.57
BEESLUBENEBHE—0.08% (201645 : 0.34%)
2,725,000 Belron Finance US Llc 3.979 07/11/2024 2,742,876 0.08
BoE—0.63% (20164 : 0.58%)
7,575,000 CBS Radio Inc 4.229 18/11/2024 7,622,344 0.21
15,109,180 Tribune Media Co 4.479 26/01/2024 15,131,844 0.42
24 —0.60% (20164 : 0.50%)
21,504,167 HD Supply Inc 3.979 17/10/2023 21,647,599 0.60
EA—0.25% (20164 : 2 L)
7,439,024 CeramTec Group GMBH 3.000 29/11/2024 8,847,745 0.25
{E#—-0.30% (20164 : 0.66%)
10,681,615 Chemours Company 3.979 12/05/2022 10,768,457 0.30
JHBM -2 L (20165 : 0.47%)
J>7+-0.40% (20164 : 0.49%)
14,277,587 Berry Plastics Corp 3.729 01/10/2022 14,322,276 0.40
BWEAT17-0.16% (20165 : 12L)
5,720,313 Match Group Inc 3.979 16/11/2022 5,756,064 0.16
BR. BRBL09/80-0.14% (20165 : 720L)
4,937,625 Post Holdings Inc 3.729 24/05/2024 4,953,820 0.14
7—5—0.47% (20165 : 12L)
17,022,800 Golden Nugget Inc 4.729 04/10/2023 17,145,704 0.47
ANIVATT7—=1.29% (20165 : 1.41%)
15,850,000 Avantor Performance Materials Holdings Inc 5.479 20/09/2024 15,854,914 0.44
19,837,531 Grifols Worldwide Operations Ltd 3.729 31/01/2025 19,887,125 0.55
10,865,202 MPH Acquisition Holdings Llc 4.479 07/06/2023 10,870,308 0.30



21-RXZyF-ya—b-Falb—=2ar - NA=LR - T7VR=-AYZRIPYI>ALSIZY b

= GBS e NI (=] B EL
Y& bl (%) B CERIL) %)
ARF7IL—0.55% (20164 : 1.32%)
19,800,375 ESH Hospitality Inc 3.729 30/08/2023 19,827,897 0.55
RIE—0.11% (20165 : 72L)
4,000,000 Acrisure Llc 5.729 22/11/2023 4,033,760 0.11
LZANZ>—0.27% (20165 : 0.63%)
9,803,879 Restaurant Brands 3.729 16/02/2024 9,797,801 0.27
H—E'2X-0.80% (20164 : 72L)
7,322,223 KAR Auction Services Inc 3.979 09/03/2023 7,361,910 0.20
24,063,694 Nets Holding A/S 3.250 29/11/2024 21,727,347 0.60
%8 —0.19% (20164 : 0.14%)
6,746,556 Zekelman Industries Inc 4.229 14/06/2021 6,781,976 0.19
2—/8—IN\5E—1.03% (20164 : 0.58%)
20,397,500 BJ's Wholesale Club Inc 4.979 03/02/2024 20,059,105 0.55
19,928,533 PetSmart Inc 4.479 11/03/2022 17,158,467 0.48
F7./0Y—-0.25% (2016%F : 1.08%)
9,050,000 DigiCert Inc 6.229 31/10/2024 9,160,320 0.25
BIE—0.77% (20164 : 0.51%)
28,000,000 Intelsat Jackson Holdings SA 5.229 30/11/2023 27,908,160 0.77
RNEE—1.04% (20164 : 0.52%)
10,000,000 Dynegy Inc 4729 07/02/2024 10,054,600 0.28
7,550,000 Exgen Renewables IV Llc 4.479 15/11/2024 7,606,625 0.21
19,750,000 NRG Energy Inc 3.729 30/06/2023 19,762,047 0.55
Jd—RL—hO—>85 357,522,959 9.90
BE 3,518,094,746 97.43

(RTF=K ARV =K - T72R-H—ES=X (TANLIUR) UITY NEEOMBERLERLTHUET, )
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